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RENDA FIXA
INTERBANK OFFERED RATES EURIBOR vs. USD LIBOR
EURIBOR FIXING 1D (bps) 1M (bps) USD LIBOR LASTPRICE 1D (bps) 1M (bps) GBP LIBOR CHF LIBOR 250 w——8—n—n
M -0,3670 0 0 M 2,4785 0 -1 0,7318 -0,7892 150
3M -0,3100 0 0 3M 2,5824 0 -3 0,8253 -0,7142
6M -0,2290 0 0 6M 2,6125 -1 -6 0,9400 -0,6398 050
12M -0,1130 0 -1 12M 2,7163 -1 -3 1,0896 -0,5144 os0 | m———R/—— & 1w
INTEREST RATE SWAPS —aEURBOR = USDLIBOR
EUR FIXING 1D (bps) 1M (bps) 1y 3y 5Y BANCO CENTRAL
1y -0,2300 0 -1 -0,1628 0,1677 0,5823 Zona Euro 0,00 CURVA FORWARD
2y -0,1990 0 2 -0,0892 0,2650 0,6898 EUA 2,50 000
3y -0,1370 -1 -3 -0,0050 0,3722 0,7934 Reino Unido 0,75 S W
ay -0,0610 -1 -3 0,0880 0,4785 0,8910 Japdo 0,10
5Y 0,0260 2 -3 0,1860 0,5818 0,9775 Canada 1,75 025 —’/
7v 0,2150 -3 2 0,3870 0,7721 1,1279 Suica 0,75
10Y 0,4980 -3 -1 0,6610 0,9893 1,2770 China 5,75
15Y 0,8450 -3 0 0,9562 1,1827 1,3776 Brasil 6,50 050
20Y 1,0170 -3 1 1,0953 1,2516 1,3771 Australia 1,50
30Y 1,0960 -3 1 1,1408 1,2355 1,3081 india 4,00 ———EURIBOR3M  —— EURIBOR M —— EURIBOR 12M
usD FIXING 1D (bps) 1M (bps) 1Y 3y 5Y ars INTEREST RATE SWAPS
1Y 2,5460 2 -3 2,2464 2,2375 2,4670
2y 2,4130 -4 0 2,1870 2,3020 2,5110 228
3y 2,3500 -4 2 2,2045 2,3480 2,5785 175
4y 2,3340 -4 4 2,2380 2,4010 2,6130 125
5Y 2,3460 -4 6 2,2815 2,4500 2,6723 075
7v 2,4030 -4 7 2,3750 2,5355 2,7299 025
1oy 25040 -4 8 25167 2,6290 2,7490 ol m———— K sy 7 10v 157 20v 30y
15Y 2,6250 -4 8 2,6030 2,7010 2,7830 i
20Y 2,6790 -4 8 2,6540 2,7170 2,7740 —e—ER —e—UsD
30Y 2,7040 -4 9 2,6700 2,7140 2,7465
COMMODITIES ~ LAST  Var.1D Var. 1M BONDS YIELD 1D (bps) 1M (bps) [T SWAP 10y-2y 080
BRENT 72,06 -2,29 4,63 oT2Y -0,349 -0,01 440 o o7
JETFUEL 658,92  -2233 11,79 oT5Y 0,102 -0,04 -8,20 074
DIESEL 62817 2183 1579 oT 10Y 1,130 -0,06 12,90 % oo
COBRE 6346,00 -83,00 2500 BUNDI10OY  -0,429 -1,01 5,40 040 o
ZINCO 280800 8,50 44850 SCHATZ2Y 0,023 0,23 1,80 020 064
OURO 1287,69 10,54  -2800 T-NOTE10Y 3,213 2,92 1040 ||opleoirm—rm—  ———————— [ 0%
TRIGO 444,25 2’75 _30’25 T-NOTE 2Y 2'652 _4’46 10,90 28/03 30/03 01/04 03/04 05/04 07/04 09/04 11/04 13/04 15/04 17/04 19/04 21/04 23/04 25/04
LICENCA C02 25,72 -1,56 4,18 GILT 10Y 1,067 -1,19 14,50 CUsh B EUREHS)
CAMBIAL
CAMBIAL FIXING  Var.1D Var. 1M FW 3M FW 6M FW 12M EURUSD
EUR/USD 1,1133  0,09%  -1,40% 1,1221 1,1305 1,1471 1s
EUR/GBP 0,8634  0,11%  -1,17% 0,8661 0,8689 0,8750
EUR/JPY 12445  0,00%  0,22% 124,45 124,45 124,45
EUR/CHF 1,1367  -0,07%  -1,44% 1,1357 1,1345 1,1322
EUR/BRL 43786  048%  -0,26% 4,4471 45173 4,6495 114
EUR/PLN 42927  -0,02%  -0,04% 4,3146 4,3361 4,3791
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FIXINGS CONTRA USD e EUR
EUR USsD GBP JPY CHF SEK DKK CAD AUD BRL  NOK
EUR - 1,1133  0,8634 124,45 1,1367 10,5907  7,4653 1,5015 158336  4,3786 9,6758
usD 0,8958 - 0,7731 111,535 1,0194 9,4900 6,6870 1,3467 1,4196  3,9270 8,6689
ACCIONISTA
TITULO COTACAC %  YTD % INDICE LAST ar. 1D YTD% MAX Anual MIN Anual
ALTRI 7,190 1,91 23,97 Titulo Variagéo % PSI 20 5420,07  1,28% 1455% 5801,45  4551,84
BCP 0,248 1,06 8,24 J MARTINS 6,59 CAC40 5569,36  0,21% 17,73% 5657,44 455599
CORT. AMORIM 10,540 0,43 17,11 ALTRI 1,91 ESTX50 PR  3500,41  0,24% 16,63% 3596,20 2 908,70
cTT 2,712 -0,07 7,94 MOTA ENGIL 1,18 XTRADAX 1231518 0,27% 16,63% 13204,31 10 279,20
EDP 3,385 0,45 11,02 SEMAPA 1,09 S&P 500 2930,78  0,16% 16,91% 294091 2 346,58
EDP R 8,880 0,00 14,21 BCP 1,06 IBEX 35 9506,00 0,05% 11,31% 10291,40 8 286,20
GALP 14,985  -0,23 8,63 NIKKEI 225  22258,73 -0,22% 11,21% 24 448,07 18 948,58
IBERSOL 7,900 0,00 0,00 crT 0,07
J MARTINS 14,795 6,59 43,09 GALP 0,23 - 5
MOTAENGIL 2410 118  49.69 NOVABASE 079 oo EVOLUGAO MENSAL (BASE 100%)
NAVIGATOR 3,966 0,66 10,17 PHAROL 1,47 o
NOS 6,030 1,01 13,88 106%
NOVABASE 2,500 -0,79 23,76 pSI20 L05%
PHAROL 0,161 -1,47 -1,35 100%
REN 2,535 0,60 4,15 5400 103%
SEMAPA 14,860 1,09 13,44 5350 100%
SONAE CAP. 0,915 0,22 7.77 5300 100%
SONAE SGPS 0,987 0.46 21,79 5250 100% +
- - _ _ 5200 28/03 30/03 01/04 03/04 05/04 07/04 09/04 11/04 13/04 15/04 17/04 19/04 21/04 23/04 25/04
- - - - 515025‘!/03 04/04 11/04 18/04 2504 PSI20  ——— CAC40 Eurostoxx§0  ——— DAX S&P500  ———IBEX  — NIKKEI
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