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RENDA FIXA
INTERBANK OFFERED RATES EURIBOR vs. USD LIBOR
EURIBOR FIXING 1D (bps) 1M (bps) USD LIBOR LASTPRICE 1D (bps) 1M (bps) GBP LIBOR CHF LIBOR o] "
M -0,3680 0 0 M 2,4838 0 -1 0,7283 -0,7840 150
3M -0,3090 0 0 3M 2,6109 2 7 0,8426 -0,7036
6M -0,2320 0 0 6M 2,6764 -1 -7 0,9684 -0,6524 050
12M -0,1090 0 0 12M 2,8590 -1 -6 1,1088 -0,5030 os0 | m———R/—— & 1w
INTEREST RATE SWAPS —aEURBOR = USDLIBOR
EUR FIXING 1D (bps) 1M (bps) 1y 3y 5Y BANCO CENTRAL
1y -0,2250 0 -1 -0,1245 0,2774 0,6945 Zona Euro 0,00 CURVA FORWARD
2y -0,1750 -1 -1 -0,0292 0,3825 0,8015 EUA 2,50 025
3y -0,0990 -1 2 0,0735 0,4865 0,9045 Reino Unido 0,75 w
ay -0,0110 -1 -3 0,1762 0,5915 1,0035 Japdo 0,10 000
5Y 0,0850 1 -4 0,2795 0,6935 1,0990 Canada 175 B M £
7v 0,2850 -1 6 0,4855 0,8870 1,2560 Suica 0,75 025
10Y 0,5780 -1 -9 0,7680 1,1129 1,3950 China 5,75
15Y 0,9350 -1 -8 1,0702 1,3057 1,4930 Brasil 6,50 050
20Y 1,1110 -1 -7 1,2091 1,3730 1,4920 Australia 1,50
30Y 1,1940 -1 5 1,2580 1,3580 1,4270 india 4,00 ———EURIBOR3M  —— EURIBOR M —— EURIBOR 12M
usD FIXING 1D (bps) 1M (bps) 1Y 3y 5Y INTEREST RATE SWAPS
1Y 2,6550 2 5 2,4938 2,4165 2,5985 s e e
2y 2,5810 2 -6 2,4150 2,4370 2,6510 225
3y 2,5200 2 7 2,4270 2,4890 2,7010 175
4y 2,4960 2 -8 2,4260 2,5644 2,7460 125
5Y 2,4980 2 -8 2,4789 2,6129 2,8092 ors
7v 2,5460 2 -8 2,5580 2,6800 2,8480 026
10Y 2,6430 2 6 2,6727 2,7740 2,8940 o - — —
15Y 2,7580 2 5 2,7570 2,8360 2,9130 i
20Y 2,8020 2 -4 2,8176 2,8490 2,9030 ——ER  —=—UsD
30Y 2,8150 -2 -2 2,8030 2,8596 2,8670
COMMODITIES ~ LAST  Var.1D Var. 1M BONDS YIELD 1D (bps) 1M (bps) [T SWAP 10y-2y 086
BRENT 67,37 -0,18 2,85 oT2Y -0,244 0,00 270 oo o84
JETFUEL 650,15 5,40 21,90 oT5Y 0,244 0,00 -15,80 080
DIESEL 613,90 1,15 15,40 oT 10Y 1,332 0,01 3060 % 078
COBRE 6.466,00 050 347,50 BUND10Y  -0,308 2,26 510 040 o7
ZINCO 2.88500 11,00 283,00 SCHATZ2Y 0,069 0,23 0,20 020 oz
OURO 129585 -12,77  -18,35 T-NOTE10Y 3,317 1,96 -4,60 o —_—— [ (s
TRIGO 458,00 10’75 _52’50 T-NOTE 2Y 2,788 0,78 _2'70 13/02 15/02 17/02 19/02 21/02 23/02 25/02 27/02 01/03 03/03 05/03 07/03 09/03 11/03 13/03
LICENCA C02 22,65 0,37 2,87 GILT 10Y 1,166 2,69 4,40 CUsh B EUREHS)
CAMBIAL
CAMBIAL FIXING  Var.1D Var. 1M FW 3M FW 6M FW 12M EURUSD
EUR/USD 1,1295  -007%  0,24% 1,1382 1,1469 1,1647 16
EUR/GBP 0,85228  0,77%  3,19% 0,8550 0,8578 0,8639
EUR/JPY 126,09 -0,16%  -0,77% 126,09 126,09 126,09
EUR/CHF 1,1348  0,08%  0,04% 1,1338 1,1327 1,1305
EUR/BRL 43443 -0,48%  -3,28% 4,4083 4,4764 4,6092 115
EUR/PLN 43032  -0,05%  0,76% 4,3241 4,3451 4,3886
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FIXINGS CONTRA USD e EUR
EUR USsD GBP JPY CHF SEK DKK CAD AUD BRL  NOK
EUR - 1,1295  0,8523 126,09 1,1348 10,5199  7,4625 1,5052 1,6006  4,3443 9,6971
usD 0,8848 - 0,755 111,605 1,0043 9,3209 6,6028 1,3323 1,4177  3,8312 8,5879
ACCIONISTA
TITULO COTACAC 1D%  YTD % INDICE LAST ar. 1D YTD% MAX Anual MIN Anual
ALTRI 7,750 8,24 33,62 Titulo Variagéo % PSI 20 5.271,55  1,26% 11,41% 5801,45  4.551,84
BCP 0,227 -0,44 -1,00 ALTRI 8,24 CAC40 5.349,78  0,82% 13,09% 5.657,44  4.555,99
CORT. AMORIM 10,700 0,19 18,89 PHAROL 2,92 ESTX50PR  3.342,03  0,56% 11,35%  3.596,20  2.908,70
cTT 2,816 0.50 -4,41 NOS 2,59 XTRADAX  11.587,47 0,13% 9,74%  13.204,31 10.279,20
EDP 3,349 1,36 9,84 MOTA ENGIL 1,62 S&P 500 2.812,18  0,04% 12,18% 294091  2.346,58
EDP R 8,760 1,39 12,67 NAVIGATOR 1,50 IBEX 35 9.209,80  0,19% 7,84%  10.291,40  8.286,20
GALP 14,690 0,96 6,49 NIKKEI 225  21.287,02 -0,02% 6,36%  24.448,07 18.948,58
IBERSOL 8,040 0,50 1,77
J MARTINS 13,130 1,31 26,98 5 .
MOTAENGIL 2195 162 3634 BCP -0,44 oo EVOLUGAO MENSAL (BASE 100%)
NAVIGATOR 4,334 1,50 20,39 SONAE CAP. 0,79 Lo
NOS 5,540 2,59 4,63 106
NOVABASE 2,520 0,00 24,75 pSI20 103%
PHAROL 0,190 2,92 16,54 <300 102%
REN 2,668 0,08 9,61 5250 101%
SEMAPA 15,100 0.67 15,27 o200 100%
SONAE CAP. 0,883 0,79 4,00 s 0%
SONAE SGPS 0,942 0,53 16,30 o83 |
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Ainformacédo mencionada é meramente indicativa e reflecte o mercado pelas 16h30. As opinides emitidas ndo podem ser entendidas como conselho ou recomendacéo para a pratica de qualquer acto. A informacé&o foi
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