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RENDA FIXA
INTERBANK OFFERED RATES 250 EURIBOR vs. USD LIBOR
EURIBOR FIXING 1D (bps) 1M (bps) USD LIBOR LAST PRICE 1D (bps) 1M (bps) GBPLIBOR CHF LIBOR 250 ./k/-/'
M -0,3680 0 0 M 2,3469 0 5 0,7365 -0,8308
3M -0,3160 0 0 3M 2,7361 0 20 0,8934 -0,7382 150
6M -0,2480 0 1 6M 2,8946 1 10 1,0119 -0,6664 050
12M -0,1430 0 1 12M 3,1203 0 5 1,1410 -0,5298 oso b AM——®— W iw
INTEREST RATE SWAPS —a—EURIBOR = USDLIBOR
EUR FIXING 1D (bps) 1M (bps) 1y 3y 5Y BANCO CENTRAL
1y -0,2370 0 1 -0,0637 0,5778 1,1171 Zona Euro 0,00 CURVA FORWARD
2y -0,1570 -1 -4 0,0940 0,7179 1,2332 EUA 2,25 050
3y -0,0210 -1 6 0,2539 0,8498 1,3384 Reino Unido 0,75
4y 0,1300 -1 7 0,4036 0,9736 1,4305 Japao 0,10 025
5Y 0,2760 -1 8 0,5439 1,0861 1,5085 Canada 1,75 000
v 0,5450 -1 -8 0,7966 1,2788 1,6442 Suica 0,75 SIS & 2
10Y 0,8810 -1 -7 1,0953 1,4782 1,7639 China 5,75 025
15Y 1,2390 -1 6 1,3783 1,6377 1,8250 Brasil 6,50 050
20Y 1,3980 -1 6 1,4981 1,6791 1,7968 Austrélia 1,50
30Y 1,4600 -1 5 1,5248 1,6431 1,7136 india 4,00 ~——EURIBOR3M  ——— EURIBOR &M  —— EURIBOR 12M
usD FIXING 1D (bps) 1M (bps) 1y 3y 5Y a2 INTEREST RATE SWAPS
1y 2,9060 1 3 3,0501 2,9160 2,8298 e — ———
2y 2,9790 1 6 3,0040 2,9485 3,0031 a2e
3y 2,9840 1 9 2,9770 2,9405 3,0380 e
4y 2,9790 1 -10 2,9650 2,9640 3,0710 1o
5Y 2,9780 1 11 2,9670 2,9905 3,1329 o
v 3,0000 0 11 2,9970 3,0510 3,1590 oz
10Y 3,0570 0 11 3,0640 3,1190 3,1930 s "
15Y 3,1330 0 -10 3,1480 3,1570 3,2030 " 3 A oY ™ 1ov Y 0% sov
20Y 3,1580 0 9 3,1645 3,1841 3,1870 —s—ElR  —s—uUsD
30Y 3,1510 0 9 3,1270 3,1320 3,1420
COMMODITIES ~ LAST  Var.1D Var. 1M BONDS YIELD 1D (bps) 1M (bps) [HEPH SWAP 10y-2y 112
BRENT 60,75 1,29 -12,08 oT 2y 0,236 0,03 1010 o 110
JETFUEL 601,31  -385  -115,23 oT 5y 0,576 0,03 -12,40 108
DIESEL 561,81  -3,85 -113,73  OT10Y 1,803 0,02 810  °® 1,06
COBRE 6.198,50 -14,00 206,00  BUND 10Y 0,115 0,00 411,70 050 e
ZINCO 2.595,00 77,00 80,25 SCHATZ2Y  -0,007 0,46 210 oz oo
OURO 1.23351 12,83 1,31  T-NOTE 10Y 3,648 1,18 1340  o0b o [
TRIGO 521,75 6,00 2,25 T-NOTE 2Y 3,145 0,00 9,80 02711 oor1L 16711 281 3oL
LICENGA C02 20,66 0,16 3,58 GILT 10Y 1,513 -3,46 -15,30 CUSD B EURGHS)
CAMBIAL
CAMBIAL FIXING  Var. 1D  Var. 1M FW 3M FW 6M FW 12M EURUSD
EUR/USD 1,1332  -0,24%  -0,33% 1,1426 1,1521 1,1717 i
EUR/GBP 0,8915  -0,09%  -1,81% 0,8944 0,8976 0,9044
EUR/JPY 1287  0,23%  0,09% 128,70 128,70 128,70
EUR/CHF 1,1329  -0,18%  1,07% 1,1316 1,1305 1,1282 116
EUR/BRL 43469  0,62%  -2,04% 4,4065 4,4749 4,6257
EUR/PLN 42778  0,32%  0,66% 4,3023 4,3266 4,3751
EURGBP EURJPY e
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FIXINGS CONTRA USD e EUR
EUR UsD GBP JPY CHF SEK DKK CAD AUD BRL NOK
EUR - 1,1332  0,8915 128,70 1,1329 10,2521 7,4623 1,4982 15434 43469 9,7003
uUsD 0,8811 - 0,785 113,565 0,9979 9,0285 6,5751 1,3191 1,3591 3,8288 8,5381
ACCIONISTA
TITULO COTACAC 1D%  YTD % INDICE LAST ar. 1D YTD% MAX Anual MIN Anual
ALTRI 6,700 436 29,57 Titulo Variagdo % PSI 20 4.989,02  1,52% -7,41% 580145  4.783,34
BCP 0,255 2,78 6,25 ALTRI 4,36 CAC40 5.053,98  1,00% -4,87% 565744  4.894,30
CORT. AMORIM 9,490 1,50 7,86 NAVIGATOR 3,78 ESTX50 PR 3.214,99  1,32% -8,25%  3.687,22  3.090,85
cTT 3,542 1,17 1,00 GALP 3,75 XTRADAX 1146546  1,85% -11,24% 13.596,89  11.009,25
EDP 3,111 0,78 7,83 MOTA ENGIL 2,82 S&P 500 2780,37  0,74%  4,00% 294091 = 2.532,69
EDP R 7,805 1,36 12,03 BCP 2,78 IBEX 35 9.179,60  1,13% -8,61%  10.643,40  8.627,60
GALP 15,060 3,75 1,73 NIKKEI 225  22.574,76  1,00% -0,84% 24.448,07 20.347,49
IBERSOL 8,100 0,25 -20,00 IBERSOL 0,25
J MARTINS 10,585 0,43 -34,64 REN -0,50 - .
MOTAENGIL 1750 2,82  -52.22 NOVABASE 083 oo EVOLUGAO MENSAL (BASE 100%)
NAVIGATOR 3,844 3,78 8,91 cTT -1,17 Lo
NOS 5,485 0,00 0,07 1020%
NOVABASE 2,400 0,83 21,29 PSI20 019
PHAROL 0,186 0,54 -25,60 100%
REN 239%  -050  -335 5000 oo% A _/._/
SEMAPA 14,300 2,44 -19.64 4950 98% /b/
SONAE CAP. 0,809 1,51 8,79 4900 7% IR
SONAE SGPS 0,837 0,00 -25,67 1850 969
- - _ _ 02/11 09/11 16/11 2311 30/11
- - - - 00‘2111 09/11 16/11 23/11 30/11 PSI20  ——— CAC40 Eurostoxxs0  ——— DAX S&P500  ——IBEX  — NIKKEI
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