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RENDA FIXA
INTERBANK OFFERED RATES EURIBOR vs. USD LIBOR
EURIBOR FIXING 1D (bps) 1M (bps) USD LIBOR LAST PRICE 1D (bps) 1M (bps) GBP CHF 575
1M 2,1790 -3 26 1M 4,9602 0 -35 3,7390 -0,1400 450 -\—-\./.
3M 2,2910 0 10 3M 4,8537 0 42 3,7713 -0,0308
6M 2,5960 El 15 6M 4,6821 - -45 3,8534 0,0788 325
12M 2,7640 2 4 12M 6,0414 8 31 3,9898 0,2050 00l B———a— 8
1M 3M &M 12M
INTEREST RATE SWAPS —8—EURIBOR —#— USD LIBOR
EUR LAST 1D (bps) 1M (bps) 1Y 3y 5Y BANCO CENTRAL
1Y 2,7045 -2 3 2,7229 2,7340 2,9107 Zona Euro 2,40 CURVA FORWARD
2y 2,7100 -2 -5 2,7040 2,7690 2,9650 EUA 3,75 300
3y 2,7045 El 6 2,7060 2,8170 3,0160 Reino Unido 3,75
4y 2,7100 - -8 2,7310 2,8650 3,0650 Japao 1,00
5Y 2,7261 -2 9 2,7700 2,9140 3,1132 Canada 2,25 275
7Y 2,7892 - -10 2,8470 3,0060 3,1910 Suiga 0,75
10Y 2,9050 El -1 2,9740 3,1260 3,2780 China 575
15Y 3,0652 - -1 3,1200 3,2212 3,3060 Brasil 14,25 250 +
20Y 3,1250 El 9 3,1577 3,2150 3,2550 Australia 4,35
30Y 3,0747 0 -8 3,0850 3,0990 3,1010 india 3,00 ———EURIBOR3M ——— EURIBOR 6M —— EURIBOR 12M
usD LAST 1D (bps) 1M (bps) 1Y 3y 5Y 425 INTEREST RATE SWAPS
1Y 3,9595 -3 1 3,9240 3,7530 3,9340 400 M
2y 3,9313 -5 4 3,8400 3,7870 3,9780 ars
3y 3,8722 -5 - 3,8120 3,8340 4,0320 350
4y 3,8407 -5 -4 3,8150 3,8790 4,0820 525
5Y 3,8354 -4 -6 3,8370 3,9280 4,1220 500 /-\.
7Y 3,8709 -4 -10 3,9010 4,0170 4,1980 ars
10Y 3,9593 -3 12 4,0060 4,1350 4,3000 o5 |
15Y 4,1099 -2 -15 4,1510 4,2460 4,3590 : 1y 2y 3y avy % 7v 10Y 15Y 20Y 30Y
20Y 4,1818 - 15 4,2050 4,2590 4,3260 —e—ER —eUSD
30Y 4,1411 0 -16 4,1440 4,1490 4,1610
COMMODITIES LAST  Var.1D Var.1M | BONDS E) 1D (bps) 1M (bps) SWAP 10y-2y 030
BRENT 71,90 3,36 -24,77 OT 2Y 2,512 0,00 7,60 575 025
JETFUEL 940,25 19,25 -311,50 OT 5Y 2,762 0,00 -8,00 \//\/’\/\/ 020
DIESEL 923,75 28,50 -231,00 OT 10Y 3,238 0,00 11,50 450 015
COBRE 13.316,00 183,50 -397,50 BUND 10Y 2,809 41,20 1420 0.10
ZINCO 3.441,83 14,05 -107,34 SCHATZ 2Y 2,870 2,75 -8,80 005
OURO 4.087,02 60,29 -420,86 T-NOTE 10Y 4,698 2,42 7,60 200 + 0,00
TR|GO 592,50 _9’00 _55’75 T-NOTE 2Y 4'315 _4,24 3’00 28/05 30/05 01/06 03/06 05/06 07/06 09/06 11/06 13/06 15/06 17/06 19/06 21/06 23/06 25/06
LICENCA C02 80,31 0,25 2,28 GILT 10Y 5,363 4,45 18,30 — USD —GEP —EURRHS)
CAMBIAL
CAMBIAL FIXNG Var.1D Var.1iM| FW3M  FW6M  FW12M | EURUSD
EUR/USD 1,1401 0,52%  -2,00% 1,1445 1,1490 1,1581 8
EUR/GBP 0,86253 -0,08%  0,14% 0,86587  0,86918 0,87605
EURIJPY 184,300 -0,40%  0,50% 184,293 184,287 184,274
EUR/CHF 0,9218 -0,07%  -0,89% 0,9160 0,9101 0,8986 147
EUR/BRL 58866 0,01%  -0,54% 6,0390 6,1831 6,4794
EUR/PLN 4,2876 -0,08%  -1,22% 4,3044 4,3202 4,3520
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FIXINGS CONTRA USD e EUR
EUR usD GBP JPY CHF SEK DKK CAD AUD BRL  NOK
EUR - 1,1401  0,8625 184,30 0,9218 11,0774  7,4746 1,6173 165114 58866 11,3102
usD 0,8773 - 0,7575 161,7 0,8091 9,7229 6,5575 1,4197 14489 51712 9,9251
ACCIONISTA
TITULO COTACAO 1D% YTD% INDICE LAST  Var.1D YTD% MAX Anual MIN Anual
ALTRI 4,835 0,82 7.44 Titulo Variacdo % PSI 9.136,18 -0,23% 10,56% 9.516,43  7.409,48
BCP 1,017 0,68 13,48 REN 1,87 CAC40 8.384,87 -0,55% 2,89% 8.642,23  7.50527
CORT. AMORIM 6,470 1,09 2,12 CORT. AMORI 1,09 ESTX 50 PR 6.221,55 -0,73% 7,43% 6.337,22  5.154,83
CTT 5,945 0,51  -19,99 SONAE SGPS 0,97 XTRA DAX 24.671,22 -1,29% 0,74%  25.507,79 21.863,81
EDP 4,462 0,98 13,97 cTT 0,51 S&P 500 7.376,82 0,26% 7,75% 7.620,90  6.107,27
EDP R 13,560 0,80 12,62 MOTA ENGIL 0,21 IBEX 35 19.425,30 -0,45% 12,23%  19.575,30 13.789,10
GALP 18,360 0,27 2550 EDP R -0,80 NIKKEI 225 69.360,88 -4,15% 37,79%  72.831,73 39.288,90
IBERSOL 9,820 0,61 0,81 ALTRI -0,82
J MARTINS 17,240 0,86  -14,91 J MARTINS -0,86 5 .
MOTA ENGIL 4,790 0,21 3,19 EDP 0,98 o EVOLUGAO MENSAL (BASE 100%)
NAVIGATOR 3,420 0,06 8,92 SEMAPA 1,86 1o
NOS 5,190 0,29 31,80 108
REN 3,805 1,87 1835 PSI 106%
SEMAPA 21,100 1,86 096 .0 104%
SONAE SGPS 2,075 097 2872 g5 102%
TEIX. DUARTE 0,552 018 1321  oors 100% NN
o —~
8925 %% 2‘8/05 30/05 01/06 03/06 05/06 07/06 09/06 11/06 13/06 15/06 17/06 19/06 21/06 23/06 25/06
88752‘8/05 04/06 11/06 18/06 25/06 PSI20  ———CAC40 Eurostoxx50 ~ ——— DAX S&P500  ———IBEX  — NIKKEI

A informagao mencionada € meramente indicativa e reflete o mercado pelas 16h30. As opinides emitidas nao podem ser entendidas como conselho ou recomendacao para a pratica de qualquer acto. A informagao
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