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RENDA FIXA
S EANGEEERERIA EURIBOR vs. USD LIBOR
EURIBOR FIXING 1D (bps) 1M (bps) | USDLIBOR LAST PRICE 1D (bps) 1M (bps)| GBP LIBOR | CHF LIBOR L7s
M -0,3730 0 0 M 0,9822 0 19 0,2574 -0,7904 1,00
3M -0,3300 0 0 3M 1,1522 0 9 0,3416 -0,7324
6M -0,2420 0 0 6M 1,4249 0 5 0,4989 -0,6662 025
12M -0,1090 0 1 12M 1,7982 0 4 0,7311 -0,4990 oso | w——a——&— %
INTEREST RATE SWAPS Taxa de Referéncia —=— EURIBOR USD LIBOR
EUR FIXING 1D (bps) 1M (bps) 1Y 3Y 5Y Banco Central /
1y -0,2130 0 0 -0,0352 0,4116 0,9158 Zona Euro 0,00 Curva Forward
2Y -0,1030 -1 6 0,0656 0,5452 1,0503 EUA 1,00 025
3y 0,0080 -1 11 0,1841 0,6685 1,1767 Reino Unido 0,25
4y 0,1250 -1 14 0,3071 0,8001 1,2833 Japéo 0,10 0,00 -
5Y 0,2470 -1 16 0,4317 0,9203 1,3730 Canada 0,50 A S = g )
7Y 0,4840 -1 16 0,6742 1,1315 1,5248 Suica 0,75 025
10Y 0,8090 -1 13 0,9871 1,3518 1,6578 China 5,75
15Y 1,1640 -1 11 1,2782 1,5225 1,7199 Brasil 12,25 050
20Y 1,3170 -1 9 1,4006 1,5755 1,7068 Australia 1,50
30Y 1,3930 -1 9 1,4518 1,5680 1,6503 india 4,00 —— EURIBOR M EURIBORGM  —— EURIBOR 120 )
usD FIXING 1D (bps) 1M (bps) 1y 3y 5Y 275 Interest Rate Swaps
1y 1,3690 -1 7 1,8543 2,3500 2,5725
2y 1,5980 2 6 1,9820 2,4095 2,6090 22
3y 1,7820 -3 6 2,1075 2,4625 2,6370 175
4y 1,9190 -3 6 2,1955 2,5306 2,6730 125
5Y 2,0250 -4 6 2,2675 2,5722 2,7308 075
7Y 2,1860 -4 5 2,4048 2,6398 2,7470 025
10Y 2,3520 -4 4 2,5263 2,7071 2,8081 o T —— " » o ; v o -
15Y 2,5080 5 2 2,6060 2,7549 2,7855 "
20Y 2,5770 -5 2 2,6450 2,7618 2,7660 R e
30Y 2,6040 5 2 2,6450 2,7020 2,7250 J
COMMODITIES 1D (bps) 1M (bps) oo Swap 10y-2y
BRENT 52,18 0,85 -4,33 oT 2y 0,599 -0,03 57,80 ’
JETFUEL 471,75 3,75 -18,50 OoT 5Y 2,300 -0,04 48,10 0.80
DIESEL 472,00 3,50 -26,00 oT 10Y 4,003 -0,07 12,40 0,80
COBRE 5.890,00 113,00 -100,00 | BUND 10Y -0,087 -4,18 12,40 070
ZINCO 2.813,25 62,75 -10,75 | SCHATZ2Y  -0,098 -4,35 12,60 ool T~ ~—  ~
OURO 125315 1,28 4,82 | T-NOTE10Y 3,118 2,41 0,00 w©
TRIGO 425,25 0,75 -18,50 T-NOTE 2Y 1,805 -2,66 0,30 28/02 02/03 04/03 06/03 08/03 10/03 12/03 14/03 16/03 18/03 20/03 22/03 24/03 26/03 28/03
LICENGCA C02 4,76 0,02 -0,48 GILT 10Y 1,113 -3,61 -1,40 em Usp ——cop
J
CAMBIAL
CAMBIAL Fixing EURUSD
EUR/USD 1,0748  -1,02%  1,42% 1,0795 1,0845 1,0958 100
EUR/GBP 0,86385 0,08%  -1,25% 0,8656 0,8675 0,8716
EUR/JPY 119,17  056%  -0,29% 119,17 119,17 119,17
EUR/CHF 1,0726  0,05%  -0,82% 1,0714 1,0700 1,0670
EUR/BRL 3,3539  126%  -2,07% 3,4371 3,5173 3,6649 108
EUR/PLN 4,2243  0,38%  1,94% 4,2452 4,2673 4,3131
EURGBP EURJPY
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FIXINGS CONTRA USD e EUR
EUR USD GBP JPY CHF SEK DKK CAD AUD BRL NOK
EUR - 1,0748  0,8639 119,17 1,0726 9,5533 7,4398 1,4367 1,40357  3,3539  9,1649
UsD 0,9301 - 0,8052 111,035 0,9970 8,8867 6,9207 1,3379 1,3055 3,1197 '8,5298
ACCIONISTA
TITULO Cotacédo 1D % YTD % Maiores ganhos/perdas INDICE YTD% MAX Anual MIN Anual
ALTRI 4,169 0,67 7,89 Titulo Variacéo % PSI 20 4.888,17  0,77% 4,47% | 5.148,48 | 4.175,28
BANCO BPI 1,060 0,57 -6,28 NAVIGATOR 2,78 CAC40 5.069,04  0,45% 4,25% | 5.073,23 | 3.955,98
BCP 0,1896 2,16 2,79 BCP 2,16 ESTXS50PR  3.47527  0,29% 561% | 3.484,02 | 2.678,27
MONTEPIO 0,421 0,24 0,00 SONAE CAP. 2,10 XTRADAX 1220300 0,44%  6,29% | 12.233,76 | 9.214,10
CORT. AMORIM 9,960 0,26 17,18 SEMAPA 1,25 S&P 500 2.359,95  0,06% 541% | 2.400,98 | 1.991,68
CcTT 5,102 -0,49 -20,84 SONAE SGPS 1,10 IBEX 35 10.367,60 -0,21% 10,86% | 10.424,50 | 7.579,80
EDP 3,073 0,59 6,19 CORT. AMORII 0,26 NIKKEI 225  19.217,48  0,08%  0,54% | 19.668,01 | 14.864,01
EDPR 6,900 0,00 14,31 NOS -0,40
GALP 13,825 0,47 -2,57 cTT -0,49 Evolugéo Mensal (Base 100%)
J MARTINS 16,235 1,09 10,14 PHAROL -0,53
MOTA ENGIL 1,770 0,57 9,94 ALTRI -0,67 108%
NOS 4,950 -0,40 -12,20 106%
PHAROL 0,376 0,53 81,64 PSI20
NAVIGATOR 3,701 2,78 13,35 2900 104% /\/w
REN 2,782 0,72 311 4850 102% < —/ T \/\/
SEMAPA 13,790 1,25 2,91 Pt 100% /'6\_ s
SONAE CAP. 0,828 2,10 10,70 4700 oo
SONAE SGPS 0,917 1,10 4,92 :ggg 28/02 02/03 04/03 06/03 08/03 10/03 12/03 14/03 16/03 18/03 20/03 22/03 24/03 26/03 28/03
~ - = _ 455023102 07/03 14/03 21/03 28/03 PSI20  ———CAC40 Eurostoxx50  ——— DAX S&P500  —— IBEX NIKKEI

A informacdo mencionada é meramente indicativa e reflecte o mercado pelas 16h30. As opinides emitidas ndo podem ser entendidas como conselho ou recomendacédo para a pratica de qualquer acto. A
informacé&o foi recolhida de fontes consideradas fidveis, ndo se responsabilizando, no entanto, o CaixaBl por quaisquer incorrecgdes que as mesmas possam conter. Para mais informacdes, contactar a Sala de
Mercados (Assessoria de Gestdo de Risco a Empresas) do CaixaBl.



