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RENDA FIXA
S EANGEEERERIA o EURIBOR vs. USD LIBOR
EURIBOR FIXING 1D (bps) 1M (bps) | USDLIBOR LAST PRICE 1D (bps) 1M (bps)| GBP LIBOR | CHF LIBOR 100
M -0,3580 0 -1 M 0,4478 0 1 0,5073 -0,8326
3M -0,2660 0 -1 3M 0,6444 0 2 0,5791 -0,7722 050
6M -0,1590 0 2 6M 0,9247 0 1 0,7148 -0,6886 0,00 T ——
12M -0,0280 0 -2 12M 1,2408 0 0 0,9621 -0,5784 -0,50
INTEREST RATE SWAPS Taxa de Referéncia —=— EURIBOR USD LIBOR
EUR FIXING 1D (bps) 1M (bps) 1Y 3Y 5Y Banco Central /
1y -0,1700 0 -2 -0,2051 0,0077 0,5336 Zona Euro 0,00 Curva Forward
2Y -0,1810 0 -3 -0,1695 0,1241 0,6840 EUA 0,50 000
3y -0,1680 -1 -5 -0,1110 0,2605 0,8184 Reino Unido 0,50 AF N S g
4y -0,1250 -1 -7 -0,0235 0,4041 0,9324 Japéo 0,10 _
5Y -0,0540 -1 -8 0,0873 0,5385 1,0257 Canada 0,50 o) —
7Y 0,1440 0 -9 0,3344 0,7638 1,1695 Suica 0,75
10Y 0,4560 1 11 0,6438 0,9822 1,2874 China 5,75
15Y 0,7790 1 -15 0,9212 1,1337 1,3217 Brasil 14,25 050
20Y 0,8970 1 -18 1,0203 1,1618 1,2777 Australia 1,75
30Y 0,9190 1 -20 1,0291 1,1160 1,1825 india 4,00 —— EURIBOR M EURIBORGM  —— EURIBOR 120 )
usD FIXING 1D (bps) 1M (bps) 1y 3y 5Y 200 Interest Rate Swaps -
1y 0,7490 2 -4 0,9802 1,3170 1,6940 175
2y 0,8490 3 -7 1,0255 1,4110 1,7750 150
3y 0,9350 5 -9 1,1385 1,5045 1,8250 125
ay 1,0220 6 -10 1,2285 1,5910 1,8970 o
5Y 1,1090 7 -10 1,3195 1,6670 1,9685 0,50
7Y 1,2800 7 -11 1,4855 1,7890 2,0260 025
10Y 1,4910 8 -12 1,6610 1,9185 2,1005 P - ————— ey 2 v oy o -
15Y 1,7200 7 -14 1,8801 2,0400 2,1600 "
20Y 1,8450 7 -15 1,9610 2,1202 2,1915 N oo
30Y 1,9430 7 -15 2,0526 2,1150 2,1950 J
COMMODITIES 1D (bps) s Swap 10y-2y
BRENT 50,31 1,14 1,04 oT 2y 0,744 0,12 13,80 =
JETFUEL 435,25 -22,00 -17,75 oT 5Y 2,036 -0,12 18,70 0,65 e —
DIESEL 43875 875 575 | OT10Y 3,158 0,16 6,60 0ss ﬁ——/\/
COBRE 4.550,00 17,00  -105,00 | BUND 10Y -0,329 3,05 -13,60 045
ZINCO 197575  -8,50 75,00 | SCHATZ 2Y 0,032 2,07 -7,80 035
OURO 1.28525 -13,75 33,10 | T-NOTE10Y 2,432 3,45 -19,00 2
TRIGO 492,75 -2,00 14,00 T-NOTE 2Y 1,251 2,62 -19,10 20/05 27/05 03/06 10/06 17/06
LICENGCA C02 5,86 0,19 -0,11 GILT 10Y 1,323 9,75 -20,70 em Usp ——cop )
CAMBIAL
CAMBIAL Fixing EURUSD
EUR/USD 1,1332  0,69%  1,01% 1,1368 1,1407 1,1494 116
EUR/GBP 0,77375  1,80%  -0,47% 0,7758 0,7778 0,7824
EUR/JPY 118,57  -1,04%  4,42% 118,57 118,57 118,57
EUR/CHF 1,0882  -0,53%  2,14% 1,0865 1,0846 1,0811 115
EUR/BRL 3,8406  0,30%  2,92% 3,9554 4,0712 4,2814
EUR/PLN 43884  057%  0,78% 4,4117 4,4335 4,4720
1,14
EURGBP EURJPY
0,80 130
0,79 127 113
0,78 124
0,77 121 1,12
0,76 118
0,75 115 1,11
18/04 02/05 16/05 30/05 13/06 18/04 25/04 02/05 09/05 16/05 23/05 30/05 06/06 13/06 20/06 18/04 25/04 02/05 09/05 16/05 23/05 30/05 06/06 13/06 20/06
y, J J
FIXINGS CONTRA USD e EUR
EUR USD GBP JPY CHF SEK DKK CAD AUD BRL NOK
EUR - 1,1332  0,7738 118,57 1,0882 9,3252 7,4357 1,4495 151767  3,8406 9,3531
UsD 0,8819 - 0,6808 104,42 0,9593 8,2401 6,5579 1,2791 1,3390 3,38028,2500
ACCIONISTA
TITULO Cotacédo 1D % YTD % Maiores ganhos/perdas INDICE YTD% MAX Anual MIN Anual
ALTRI 3,196 5,79 -33,00 Titulo Variacéo % PSI 20 4.665,36  3,23% -12,19% | 5.935,67 | 4.400,37
BANCO BPI 1,115 0,18 2,20 BCP 12,11 CAC40 4.340,76  3,50% -6,39% | 5.217,80 | 3.892,46
BCP 0,021 12,11 -56,42 ALTRI 5,79 ESTXS50PR 294288  3,29% -9,94% | 3.714,26 | 2.672,73
MONTEPIO 0,513 -0,58 -21,68 EDP 4,00 XTRA DAX 9.962,02  343% -7,27% | 11.802,37 | 8.699,29
CORT.AMORIM 7,045 2,12 18,44 J MARTINS 3,64 S&P 500 2.093,67  1,09% 2,44% | 2.132,82 | 1.810,10
CcTT 7,741 3,20 -12,57 NAVIGATOR 3,55 IBEX 35 8.647,10  3,41% -9,40% | 11.612,60 | 7.746,30
EDP 2,964 4,00 -10,75 NIKKEI 225  15.965,30  2,34% -16,12% | 20.952,71 | 14.865,77
EDP R 6,776 2,37 -6,54
GALP 12,065 2,12 12,55 Evolucéo Mensal (Base 100%)
J MARTINS 14,095 3,64 17,51 MONTEPIO 0,58
MOTA ENGIL 1,720 3,12 -10,65 PHAROL -4,48 104%
NOS 5,979 1,82 -17,49 102%
PHAROL 0,128 448 -40,76 PSI20 100%
NAVIGATOR 2,740 3,55 -21,51 5000 98%
REN 2,634 0,80 -5,32 4900 9%
SEMAPA 10,515 3,09 17,17 4800 4%
SONAE CAP. 0,580 3,39 13,73 piad :;:
SONAE SGPS 0,821 3,40 -21,66 4500 20/05 27105 03/06 10/06 17/06
~ - = _ 40020/05 27/05 03/06 10/06 17/06 PSI20  ———CAC40 Eurostoxx50  ——— DAX S&P500  —— IBEX NIKKEI
S

A informacdo mencionada é meramente indicativa e reflecte o mercado pelas 16h30. As opinides emitidas ndo podem ser entendidas como conselho ou recomendacédo para a pratica de qualquer acto. A
informacé&o foi recolhida de fontes consideradas fidveis, ndo se responsabilizando, no entanto, o CaixaBl por quaisquer incorrecgdes que as mesmas possam conter. Para mais informacdes, contactar a Sala de
Mercados (Assessoria de Gestdo de Risco a Empresas) do CaixaBl.



