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EURIBOR vs. USD LIBOR

EURIBOR FIXING 1D (bps) 1M (bps) USD LIBOR LAST PRICE 1D (bps) 1M (bps) GBP CHF s .‘.\./-
1M 2,8430 -1 -3 1M 4,9602 0 -35 4,6624 0,3875 '
3M 2,7480 -1 -10 3M 4,8537 0 -42 4,5848 0,4300 480
6M 2,6570 -3 2 6M 4,6821 -1 -45 4,5423 0,3500 350
12M 2,5590 5 15 12M 6,0414 8 31 4,4979 0,3225 250
™M 3M 6M 12M
INTEREST RATE SWAPS —a—EURIBOR = USD LIBOR
EUR LAST 1D (bps) 1M (bps) 1y 3y 5Y BANCO CENTRAL
1y 2,4877 5 11 2,2610 2,4505 2,5470 Zona Euro 3,15 CURVA FORWARD
2y 2,3768 -7 19 2,3224 2,4725 2,5680 EUA 4,50 300
3y 2,3793 -9 23 2,3640 2,4980 2,5910 Reino Unido 4,75
4y 2,3967 -10 24 2,3960 2,5180 2,6120 Japao 0,25 275
5Y 2,4146 -11 25 2,4248 2,5425 2,6314 Canada 3,25 250
7v 2,4560 -11 27 2,4760 2,5840 2,6600 Suica -0,75
10Y 2,5159 -11 28 2,5385 2,6250 2,6676 China 5,75 225
15Y 2,5718 -10 28 2,5773 2,5925 2,5608 Brasil 12,25 2,00 +
20Y 2,5158 -9 28 2,4978 2,4700 2,4110 Austrélia 4,35
30Y 2,3098 -8 27 2,2840 2,2415 2,1805 india 4,00 ———EURIBOR3M —— EURIBOR6M —— EURIEOR 12M
usD LAST 1D (bps) 1M (bps) 1y 3y 5Y 50 INTEREST RATE SWAPS
1y 4,2199 -4 3 4,0740 4,1900 4,2400 T e
2y 4,1504 -8 8 4,1110 4,1980 4,2420 4,00
3Y 4,1498 -10 15 4,1360 4,2110 4,2480 iég
Y 4,1589 -11 20 4,1530 4,2190 4,2540 a5
5Y 4,1690 -12 24 4,1690 4,2270 4,2640 300
7v 4,1873 -12 28 4,1900 4,2430 4,2930 275
10Y 42121 11 30 4,2220 4,2810 4,3240 o . e e s *—a
15Y 4,2590 -10 31 4,2600 4,2790 4,2830 ' 1y 2y 3y avy sV v 107 15Y 20Y 307
20Y 4,2440 -9 31 4,2260 4,2040 4,1650 —e—EUR  —=—UsD
30Y 4,0718 -8 30 4,0350 3,9785 3,9050
COMMODITIES  LAST  Var.1D Var.1M | BONDS YIELD 1D (bps) 1M (bps) [ SWAP 10y-2y 020
BRENT 81,08 1,16 6,99 oT 2Y 2,248 -0,07 11,00
JETFUEL 770,50  -8,50 47,75 OT 5Y 2,425 0,11 23,90 5% 015
DIESEL 747,00  -875 57,75 oT 10Y 2,985 0,12 24,70 4s0 010
COBRE 9.164,00 59,50 101,50 BUND 10Y 2,422 9,36 31,10
ZINCO 2.840,62 -501 -254,47 SCHATZ2Y 2577 5,45 2490 3% 005
OURO 268864 11,19 40,41 T-NOTE10Y 4,950 -10,34 20,00 250+ ! 000
TRIGO 544'25 _2’00 -8,00 T-NOTE 2Y 4,564 _7’72 7‘90 17/12 19/12 21/12 23/12 25/12 27/12 29/12 31/12 02/01 04/01 06/01 08/01 10/01 12/01 14/01
LICENCA C02 78,24 1,28 11,77 GILT 10Y 5,188 21,75 42,60 — USsD —cBP ——EURRHS)
CAMBIAL
FW 3M FW6M  FW12M EURUSD
EUR/USD 1,03 0,54%  -1,89% 1,0343 1,0394 1,0505 Lo
EUR/GBP 0,84313  -0,03% -1,62% 0,8470 0,8515 0,8611
EUR/IPY 161,75 -0,07%  -0,01% 161,74 161,73 161,72
EUR/CHF 09384  022%  0,19% 0,9328 0,9275 0,9173 106
EUR/BRL 6,2214  026%  3,65% 6,3520 6,5028 6,8583
EUR/PLN 42565  0,18%  0,02% 4,2893 4,3253 4,3982 105
EURGBP EURJPY
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FIXINGS CONTRA USD e EUR
EUR USD GBP JPY CHF SEK DKK CAD AUD BRL  NOK
EUR - 1,0300 0,8431 161,75 0,9384 11,4818  7,4602 1,4749 1,65422 62214 11,6649
uUsD 0,9705 - 0,8158 156,345 0,9118 11,1333 7,2406 1,4341 16064  6,0406 11,3226
ACCIONISTA
TITULO COTACAC 1D% YTD % INDICE LAST  Var.1D YTD% MAXAnual MIN Anual
ALTRI 5,295 0,67 -0,66 Titulo Variacao % PSI 6.45899  1,29% 1,28%  6.99353  6.050,03
BCP 0,489 1,16 5,14 MOTA ENGIL 3,07 CAC40 7.47459  0,69% 127%  8259,19  7.029,91
CORT. AMORIM 8,070 2,02 0,25 GALP 2,93 ESTX50PR 503231 104% 278% 5.121,71  4.380,97
cTT 5,300 0,38 -1,85 EDP R 2,46 XTRADAX  20.574,68 1,50% 3,34% 20.629,77 16.345,02
EDP 3,131 1,39 1,29 CORT. AMORI 2,02 S&P 500 592255 1,38% 0,71%  6.099,97  4.714,82
EDP R 9,385 2,46 -6,52 EDP 1,39 IBEX 35 11.89850 125% 2,62% 12.153,60  9.798,80
GALP 17,035 2,93 6,80 NIKKEI 225  38.444,58 -0,08% -3,63% 42.426,77 31.156,12
J MARTINS 18,500 0,43 0,27
MOTA ENGIL 2,816 3,07 -3,36 5 .
NAVIGATOR 3.498 0.40 256 o EVOLUCAO MENSAL (BASE 100%)
NOS 3,310 1,22 -0,60 Lo
REN 2,315 0,22 1,54
SEMAPA 14380 0,56 141 psI 1o
SONAESGPS 0904 022 -1,09 s 123
IBERSOL 7,640 0,53 2,14 e o /s
6375 97%
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