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EURIBOR vs. USD LIBOR

EURIBOR FIXING 1D (bps) 1M (bps) USD LIBOR LAST PRICE 1D (bps) 1M (bps) GBP CHF 600
1M 3,5940 4 -4 M 5,4040 -4 - 4,9519 1,1366 500 -\-\./.
3M 3,5690 5 -14 3M 5,3181 -8 25 4,9139 1,1050
6M 3,4620 7 22 6M 5,0837 -13 57 4,7704 0,9650 400
12M 3,1920 5 -40 12M 6,0414 8 31 4,4933 0,9700 ol 4
im 3m M 12m
INTEREST RATE SWAPS = EURIBOR = USD LIBOR
EUR LAST 1D (bps) 1M (bps) 1y 3y 5Y BANCO CENTRAL
1y 3,1384 4 -39 2,3474 2,3540 2,4750 Zona Euro 4,25 CURVA FORWARD
2y 2,7483 3 -45 2,3272 2,3810 2,5045 EUA 5,50 375
3y 2,6044 3 -41 2,3355 2,4120 2,5360 Reino Unido 5,00 350
ay 2,5433 3 -36 2,3545 2,4410 2,5650 Japéo 0,25 325
5Y 2,5182 3 32 2,3775 2,4705 2,5948 Canada 4,50 3,00
7Y 2,5132 4 -28 2,4280 2,5310 2,6410 Suica 0,75 o
10Y 2,5535 5 24 2,5060 2,5960 2,6650 China 5,75 225
15Y 2,6088 5 21 2,5633 2,5793 2,5654 Brasil 10,50 2,00 +
20Y 2,5506 4 -19 2,4930 2,4671 2,4230 Austrélia 4,35
30Y 2,3430 5 -18 2,2870 2,2440 2,1910 india 4,50 ———EURIBOR3M —— EURIBOR6M —— EURIEOR 12M
usD LAST 1D (bps) 1M (bps) 1y 3y 5Y 50 INTEREST RATE SWAPS
1y 4,3492 2 -61 3,2760 3,2970 3,4040 425
2y 3,8336 4 -64 3,2180 3,3150 3,4280 4,00
3Y 3,6277 5 -58 3,2430 3,3440 3,4550 i';ﬁ
Y 3,5327 5 -52 3,2650 3,3700 3,4800 a5
5Y 3,4963 5 -47 3,2910 3,3960 3,5040 300
7v 3,4770 5 -41 3,3410 3,4450 3,5520 275
10Y 3,4988 4 -36 3,4130 3,5120 3,5960 o
15Y 3,5550 4 -32 3,4870 3,5400 3,5800 ' 1y 2y 3y avy sV v 107 15Y 20Y 307
20Y 3,5524 4 -30 3,4790 3,4860 3,4790 —a—EUR  —=—USD
30Y 3,4035 4 27 3,3280 3,2950 3,2470
COMMODITIES  LAST  Var.1D Var.1M | BONDS YIELD 1D (bps) 1M (bps) SWAP 10y-2y 000
BRENT 78,54 2,06 7,17 oT 2y 2,561 0,02 37,20 600 005
JETFUEL 751,75  -1,75  -109,75 oT 5Y 2,460 0,04 -27,10 o1s
DIESEL 71250  -1,00 -10425  OT 10Y 2,918 0,06 22,00 500 020
COBRE 892300 40,00 -1.01550 BUND 10Y 2,170 8,67 26,80 00 f\/\/\/\/_/ 030
ZINCO 255141 -36,89 -42534 SCHATZ2Y 2,731 521 3750 0%
OURO 2.394,89 4,06 2,73 T-NOTE10Y 4,382 4,69 28,00 300+ | ous
TRIGO 537'25 -6,00 _53’25 T-NOTE 2Y 4,277 4‘43 _50'30 09/07 11/07 13/07 15/07 17/07 19/07 21/07 23/07 25/07 27/07 29/07 31/07 02/08 04/08 06/08
LICENCA C02 70,75 0,79 0,39 GILT 10Y 4,055 5,03 -17,00 — USsD —cBP ——EURRHS)
CAMBIAL
FW 3M FW6M  FW12M EURUSD
EUR/USD 1,0922  0,06%  0,80% 1,0969 1,1009 1,1083 110
EUR/GBP 0,85808 0,22%  -1,63% 0,8612 0,8645 0,8715
EUR/IPY 160,62  -1,45%  8,56% 160,61 160,59 160,57
EUR/CHF 09452  -153%  2,79% 0,9387 0,9331 0,9239
EUR/BRL 6,1187  1,16%  -3.21% 6,2099 6,2985 6,5275 109
EUR/PLN 43237 -027%  -1,30% 4,3495 4,3807 4,4418
EURGBP EURJPY
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FIXINGS CONTRA USD e EUR
EUR USD GBP JPY CHF SEK DKK CAD AUD BRL  NOK
EUR - 1,0922  0,8581 160,62 0,9452 11,4213 7,4622 1,5004 166782  6,1187 11,7738
uUsD 0,9148 - 0,7861 147,315 0,8652 10,4497  6,8263 1,3729 15253 56128 10,7510
ACCIONISTA
TITULO COTACAC 1D% YTD % INDICE LAST  Var.1D YTD% MAXAnual MIN Anual
ALTRI 4,802 0,59 4,39 Titulo Variacéo % PSI 6.57530 1,85% 2,80%  6.99353  5.823,43
BCP 0,373 3,41 35,86 cTT 3,54 CAC40 7.266,01  191% -3,67% 8.259,19  6.773,82
CORT. AMORIM 8,990 1,35 -1,64 BCP 3,41 ESTX50 PR  4.66806  2,03% 324% 5.121,71  3.993,10
cTT 4,240 3,54 21,49 MOTA ENGIL 2,76 XTRADAX  17.61515 1,50% 5,15% 18.892,92 14.630,21
EDP 3,728 216  -18,16 EDP R 2,35 S&P 500 5.307,88  1,32% 11,31% 5.669,67  4.103,78
EDP R 14,360 235  -22,48 EDP 2,16 IBEX 35 10.599,00 2,01% 4,92% 11.469,90 8.879,30
GALP 19,000 1,31 42,43 NIKKEI 225 ~ 35.089,62 1,19% 4,86% = 42.426,77 30.487,67
GREENVOLT 8,300 0,00 1,47
J MARTINS 16,240 188  -2951 .
MOTA ENGIL 3.352 276 1535 EVOLU(;/SO MENSAL (BASE 100%)
NAVIGATOR 3,606 0,84 1,63 103%
NOS 3,450 0,88 7,81 9%
REN 2,365 0,64 1,72 psI 95%
SEMAPA 14,400 1,55 7,46 91%
SONAE SGPS 0,908 1,11 0,39 6850 87%
IBERSOL 7,000 0,29 4,79 6750 83%
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