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RENDA FIXA
INTERBANK OFFERED RATES

EURIBOR vs. USD LIBOR

aria
2024

EURIBOR FIXING 1D (bps) 1M (bps) USD LIBOR LAST PRICE 1D (bps) 1M (bps) GBP CHF R
1M 3,6060 -2 -5 M 5,4570 0 1 5,0676 1,1657 500
3M 3,6380 -1 -7 3M 5,5027 -1 -8 5,0367 1,1726
6M 3,5630 2 -12 6M 5,5038 0 -18 4,9276 1,1109 400
12M 3,3490 -4 22 12M 6,0414 8 31 4,6895 1,1125 300 =
im 3m M 12m
INTEREST RATE SWAPS = EURIBOR = USD LIBOR
EUR LAST 1D (bps) 1M (bps) 1y 3y 5Y BANCO CENTRAL
1y 3,2453 -4 -31 2,3683 2,3208 2,4364 Zona Euro 4,25 CURVA FORWARD
2y 2,8112 -6 -43 2,3230 2,3490 2,4690 EUA 5,50 375
3y 2,6370 -6 -44 2,3230 2,3750 2,5000 Reino Unido 5,00 350
ay 2,5600 5 -43 2,3350 2,4060 2,5320 Japéo 0,25 325
5Y 2,5233 5 -41 2,3540 2,4368 2,5655 Canada 4,50 3,00
7Y 2,5082 5 -38 2,4020 2,4980 2,6140 Suica 0,75 o
10Y 2,5433 -4 -35 2,4814 2,5690 2,6455 China 5,75 225
15Y 2,5992 -4 -32 2,5465 2,5659 2,5574 Brasil 10,50 200
20Y 2,5490 -3 29 2,4835 2,4600 2,4212 Austrélia 4,35
30Y 2,3452 -3 -26 2,2850 2,2435 2,1940 india 4,50 ——EURIBOR M —— EURIEOR 6W EURBOR 124
usD LAST 1D (bps) 1M (bps) 1y 3y 5Y s INTEREST RATE SWAPS
1y 4,5948 -7 -45 3,4260 3,2860 3,4140 450
2y 4,0307 -8 -59 3,3190 3,2970 3,4480 a2
3y 3,7776 7 -60 3,3090 3,3340 3,4850 275
Y 3,6455 -6 -59 3,3080 3,3695 3,5170 350
5Y 3,5824 5 57 3,3280 3,4060 3,5400 b w
7Y 3,5460 5 -53 3,3790 3,4650 3,5930 275
10Y 3,5630 -4 -48 3,4540 3,5455 3,6565 250
15Y 3,6271 -3 -42 3,5450 3,5975 3,6580 ' 1y 2y 3y avy sV v 107 15Y 20Y 307
20Y 3,6308 2 -38 3,5490 3,5540 3,5630 —a—EUR  —=—USD
30Y 3,4922 -1 -33 3,4075 3,3730 3,3370
COMMODITIES  LAST  Var.1D Var.1M | BONDS YIELD 1D (bps) 1M (bps) SWAP 10y-2y 000
BRENT 80,41 -0,43 -5,31 oT 2Y 2,633 -0,05 34,40 600 005
JETFUEL 790,50 1850  -47,00 oT 5Y 2,459 -0,04 -38,00 o1s
DIESEL 750,00 19,50  -47,00 OT 10Y 2,904 -0,02 -36,10 5% 520
COBRE 9.240,00 253,00 -374,00 BUND 10Y 2,141 6,37 38,30, 030
ZINCO 2.631,78 4362 -283,77 SCHATZ2Y 2,766 6,72 3420 M 03
OURO 244669 -091 114,79 T-NOTE10Y 4,424 9,47 37,30 300+ | ous
TRIGO 530'00 2’75 -60,25 T-NOTE 2Y 4,443 _13’79 -46,40 03/07 05/07 07/07 09/07 11/07 13/07 15/07 17/07 19/07 21/07 23/07 25/07 27/07 29/07 31/07
LICENCA C02 71,26 2,05 3,21 GILT 10Y 3,985 -11,05 -40,10 — USsD —cBP ——EURRHS)
CAMBIAL
FW 3M FW6M  FW12M EURUSD
EUR/USD 1,0789  -0,36%  0,41% 1,0836 1,0881 1,0064 110
EUR/GBP 0,84328 0,06%  0,55% 0,8462 0,8495 0,8563
EUR/JPY 162,66  0,06%  6,45% 162,65 162,63 162,61
EUR/CHF 09436  0,75%  2,76% 0,9374 0,9317 0,9226
EUR/BRL 6,1421  -0,40%  -1,03% 6,2330 6,3235 6,5510 109
EUR/PLN 42997  -0,24%  0,39% 4,3239 4,3549 4,4170
EURGBP EURJPY
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FIXINGS CONTRA USD e EUR
EUR USD GBP JPY CHF SEK DKK CAD AUD BRL  NOK
EUR - 1,0789  0,8433 162,66 0,9436 11,5444  7,4619 1,4941 165517  6,1421 11,7797
uUsD 0,9266 - 0,7816 150,135 0,8742 10,6883  6,9139 1,3834 15321 56649 10,8953
ACCIONISTA
TITULO COTACAC 1D% YTD % INDICE LAST  Var.1D YTD% MAXAnual MIN Anual
ALTRI 5,020 -0,10 9,13 Titulo Variac&o % PSI 6.661,69 -0,70% 4,15%  6.99353  5.823,43
BCP 0,376 3,62 36,92 cTT 3,47 CAC40 737045 -2,14% -2,29%  8.259,19  6.773,82
CORT. AMORIM 9,090 0,11 -0,55 EDP R 1,46 ESTX50 PR  4.76539 -2,21% 540%  5.121,71  3.993,10
cTT 4,325 3,47 23,93 GREENVOLT 1,20 XTRADAX  18.080,09 -2,32% 7,93% 18.892,92 14.630,21
EDP 3,818 047  -16,18 EDP 0,47 S&P 500 547197 -092% 14,71% 5669,67  4.103,78
EDP R 14550 146  -21,46 IBERSOL 0,29 IBEX 35 10.854,30 -1,90% 7,45%  11.469,90  8.879,30
GALP 19,205  -1,29 43,97 GALP -1,29 NIKKEI 225 ~ 38.126,33 -2,49% 13,93% 42.426,77 30.487,67
GREENVOLT 8,420 1,20 2,93 NOS -1,41
J MARTINS 16,000 -093  -30,56 SEMAPA 1,74
MOTA ENGIL 3,520 2,92 -11,11 MOTA ENGIL 2,92 EVOLUGAO MENSAL (BASE 100%)
NAVIGATOR 3,710 -1,07 4,57 BCP -3,62 104%
NOS 3,505 -1,41 9,53 102%
REN 2,345 0,00 0,86 . 100%
SEMAPA 14,700  -1,74 9,70 N
98%
SONAE SGPS 0,942 0,00 4,15 6875 A\
IBERSOL 7000 029 479 i 9%
6725 94%
6675 92%
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