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EURIBOR vs. USD LIBOR

EURIBOR FIXING 1D (bps) 1M (bps) USD LIBOR LAST PRICE 1D (bps) 1M (bps) GBP CHF oo F/k/
1M 3,8770 3 4 M 5,4379 0 0 5,1994 1,4800 '
3M 3,8910 3 -4 3M 5,5679 0 2 5,1750 1,4750 500
6M 3,8440 2 -7 6M 5,6729 -1 -2 5,0836 1,3950 425
12M 3,6630 2 -7 12M 6,0414 8 31 4,8839 1,3450 350 e g
im 3m &M 12mM
INTEREST RATE SWAPS = EURBOR = USDLIEOR
EUR LAST 1D (bps) 1M (bps) 1y 3y 5Y BANCO CENTRAL
1y 3,6160 2 -9 2,6970 2,3667 2,4376 Zona Euro 4,50 CURVA FORWARD
2y 3,1630 2 -7 2,5640 2,3700 2,4690 EUA 5,50 400
3y 2,9250 1 -6 2,4950 2,3870 2,5040 Reino Unido 5,25 375
ay 2,7885 0 -7 2,4670 2,4190 2,5350 Japéo 0,10 350
5Y 2,7099 0 -7 2,4636 2,4480 2,5652 Canada 5,00 325
7Y 2,6452 -1 7 2,4820 2,5050 2,6173 Suica 0,75 s
10Y 2,6417 -4 -6 2,5410 2,5770 2,6456 China 5,75 250
15Y 2,6698 -2 5 2,5875 2,5695 2,5580 Brasil 10,75 225
20Y 2,6047 2 5 2,5170 2,4640 2,4230 Austrélia 4,35
30Y 2,3960 -2 -3 2,3140 2,2600 2,2130 india 4,50 ———EURBOR3M ——EURIBORGM —— EURIBOR 12
usD LAST 1D (bps) 1M (bps) 1y 3y 5Y 525 INTEREST RATE SWAPS
1y 5,0452 0 0 4,1105 3,7590 3,7570
2y 4,5968 1 8 3,9350 3,7300 3,7730 o7
3Y 4,3385 1 12 3,8780 3,7380 3,7900 425
Y 4,1860 1 13 3,8360 3,7500 3,8080 375
5Y 4,0953 1 13 3,8220 3,7640 3,8230 325
7v 4,0124 1 13 3,8180 3,7940 3,8620 275
10Y 3,9720 0 14 3,8420 3,8420 3,8950 225 ]
15Y 3,9750 0 14 3,8700 3,8490 3,8640 1y 2y 3y av 0% v 10v 15Y 20Y 307
20Y 3,9411 0 14 3,8360 3,7820 3,7540 —=—ER —=UsD
30Y 3,7570 -1 14 3,6570 3,5780 3,5150
COMMODITIES  LAST  Var.1D Var.1M | BONDS YIELD 1D (bps) 1M (bps) [HE SWAP 10y-2y 000
BRENT 89,18 0,17 7,10 oT 2y 2,805 0,00 15,30 010
JETFUEL 904,25 41,00 29,50 OT 5Y 2,647 -0,05 4,10 578 020
DIESEL 888,50 1425 16,25 OT 10Y 3,038 -0,06 2,60 s 030
COBRE 929500 271,50 759,00 BUND 10Y 2,306 -4,18 6,00 040
ZINCO 2507,76 67,71 107,76 SCHATZ2Y 3,048 0,25 730 4 7N
OURO 2290,89 -9,11 176,41 T-NOTE10Y 4,752 -0,56 17,30 350+ I 060
TRIGO 554,50 _1’50 _9’50 T-NOTE 2Y 4,886 1’43 23‘00 06/03 08/03 10/03 12/03 14/03 16/03 18/03 20/03 22/03 24/03 26/03 28/03 30/03 01/04 03/04
LICENCA C02 58,57 1,16 1,54 GILT 10Y 4,126 -6,58 3,90 — USSP —BP ——EURRHS)
CAMBIAL
FW 3M FW6M  FW 12M EURUSD
EUR/USD 1,0852  0,64%  0,06% 1,0892 1,0937 1,1035 110
EUR/GBP 0,85788 -0,09%  -0,24% 0,8606 0,8636 0,8700
EUR/JPY 164,69 -0,63%  -0,89% 164,67 164,66 164,63
EUR/CHF 09832  -0,49%  -2,29% 0,9769 0,9710 0,9605
EUR/BRL 54415  0,33%  -1,29% 5,5090 5,5794 5,7205
EUR/PLN 42866  0,12%  0,84% 4,3064 4,3302 4,3881 109
EURGBP EURJPY
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FIXINGS CONTRA USD e EUR
EUR USD GBP JPY CHF SEK DKK CAD AUD BRL  NOK
EUR - 1,0852  0,8579 164,69 0,9832 11,4890  7,4592 1,4660 1,6424 54415 11,6173
uUsD 0,9201 - 0,7893 151,66 0,9047 10,5713  6,8634 1,3489 15115 50273 10,6833
ACCIONISTA
TITULO COTACAC 1D%  YTD % INDICE LAST  Var.1D YTD% MAX Anual MIN Anual
ALTRI 5,335 0,85 15,98 Titulo Variacéo % PSI 6309,65 0,09% -1,36% 666515 572681
BCP 0,314 1,19 14,25 cTT 1,54 CAC40 815155 -0,02% 807% 825359 677382
CORT. AMORIM 9,970 -0,30 9,08 BCP 1,19 ESTX50PR 507417  0,10% 12,22% 5121,71  3993,10
cTT 4,280 1,54 22,64 ALTRI 0,85 XTRADAX  18403,13 0,19% 9,86% 18567,16 14630,21
EDP 3,576 0,56 21,49 EDP 0,56 S&P 500 5246,08 0,66% 9,99% 526485 404828
EDP R 12,350 0,32 -33,33 SEMAPA 0,53 IBEX 35 11090,90 053% 9,79% 11140,10 8879,30
GALP 15,815  -0,44 18,55 CORT.AMORI | -0,30 NIKKEI 225 39773,14 0,81% 1885% 4108775 27 427,66
GREENVOLT 8,175 0,12 -0,06 NAVIGATOR -0,35
J MARTINS 18,240  -135  -20,83 GALP -0,44 R .
MOTA ENGIL 4,750 -1,74 19,95 J MARTINS -1,35 EVOLUGAO MENSAL (BASE 100%)
NAVIGATOR 4,030 0,35 13,59 MOTA ENGIL -1,74 108%
NOS 3,660 0,27 14,38 106%
REN 2,215 0,23 -4,73 psI 0%
SEMAPA 15,300 0,53 14,18 Lo
SONAE SGPS 0,900 0,22 -0,50 6300
IBERSOL 6,780 0,00 1,50 6250 100%
6200 98%
6150 +
6100 06/03 08/03 10/03 12/03 14/03 16/03 18/03 20/03 22/03 24/03 26/03 28/03 30/03 01/04 03/04
60500‘6/03 13/03 20/03 27/03 03/04 PSI20  ———CAC40 Eurostoxx50 ~ ——— DAX S&P500  ———IBEX  — NIKKEI

A informacao mencionada € meramente indicativa e reflete o mercado pelas 16h30. As opinides emitidas nao podem ser entendidas como conselho ou recomendacao para a pratica de qualquer acto. A informacao
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