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EURIBOR vs. USD LIBOR

EURIBOR FIXING 1D (bps) 1M (bps) USD LIBOR LAST PRICE 1D (bps) 1M (bps) GBP CHF ors .,,4—-/'
M 3,8740 2 0 1M 5,4376 0 2 5,1925 1,6825 '
3M 3,8950 -4 -4 3M 5,5842 1 -1 5,2060 1,7050 500
6M 3,8990 2 1 6M 5,6393 2 2 5,1683 1,6400 425
12M 3,6560 -1 7 12M 6,0414 8 31 4,9540 1,6150 a0l = = n—
im 3m &M 12mM
INTEREST RATE SWAPS —a—EURIBOR = USDLIBOR
EUR LAST 1D (bps) 1M (bps) 1y 3y 5Y BANCO CENTRAL
1y 3,6034 1 5 2,4951 2,4142 2,5770 Zona Euro 4,50 CURVA FORWARD
2y 3,0584 3 13 2,4290 2,4545 2,6180 EUA 5,50 425
3y 2,8319 4 15 2,4250 2,4740 2,6540 Reino Unido 5,25
4y 2,7297 3 15 2,4420 2,5350 2,6880 Japao 0,10 875
5Y 2,6850 3 15 2,4675 2,5740 2,7205 Canada 5,00 325
7Y 2,6667 3 13 2,5290 2,6190 2,7624 Suica 0,75
10v 2,7005 3 12 2,6200 2,7240 2,8083 China 5,75 27
15Y 2,7610 3 12 2,6901 2,7140 2,7110 Brasil 11,25 225
20Y 2,7020 4 11 2,6230 2,6045 2,5705 Australia 4,35
30Y 2,5005 4 11 2,4094 2,3970 2,3540 india 4,50 ~EURIBOR3M  ——— EURIBOR 6M  —— EURIBOR 1244
usD LAST 1D (bps) 1M (bps) 1y 3y 5Y 500 INTEREST RATE SWAPS
1y 4,8561 -1 4 3,6250 3,4630 3,5740 a7
2y 4,2607 0 9 3,5090 3,4730 3,5960 450
3y 3,9872 0 11 3,4940 3,5055 3,6255 200
4y 3,8525 o 12 3,4920 3,5320 3,6530 375
5Y 3,7822 0 12 3,5070 3,5610 3,6730 hped
7Y 3,7344 1 13 3,5450 3,6110 3,7170 300
10Y 3,7308 1 13 3,6060 3,6750 3,7600 21
15Y 3,7659 1 12 3,6730 3,7050 3,7380 ’ 1y 2y 3y av 0% v 10v 15Y 20Y 307
20Y 3,7490 1 12 3,6640 3,6530 3,6335 —e—EUR —eUsD
30Y 3,5869 1 12 3,4990 3,4540 3,4030
COMMODITIES  LAST  Var.1D Var.1M | BONDS YIELD 1D (bps) 1M (bps) [HE SWAP 10y-2y 000
BRENT 79,04 0,45 0,50 oT2Y 2,512 0,05 -9,70 005
JETFUEL 89250 20,50 37,50 oT 5Y 2,564 0,03 1540 57 o
DIESEL 860,50 24,75 80,50 OT 10Y 3,125 0,03 34,80 500 020
COBRE 8.401,50 4250  -61,00 BUND 10Y 2,159 0,19 17,00 025
ZINCO 242628 853  -13522 SCHATZ2Y 2,988 1,00 250 Bl NN — N Py
OURO 2.038,01 0,90 7,44 T-NOTE10Y 4579 0,18 880  3s04 | 040
TRIGO 597'00 2’00 _19’00 T-NOTE 2Y 4,686 _1'02 13,60 09/01 11/01 13/01 15/01 17/01 19/01 21/01 23/01 25/01 27/01 29/01 31/01 02/02 04/02 06/02
LICENCACO2 62,41 1,17 -1394  GILT 10Y 4,190 2,99 24,50 — USSP —BP ——EURRHS)
CAMBIAL
FW 3M FW6M  FW 12M EURUSD
EUR/USD 1,0776  031%  -155% 1,0816 1,0857 1,0948 i
EUR/GBP 0,85305 0,18%  0,99% 0,8558 0,8590 0,8664
EUR/JPY 159,71  -0,09%  -0,95% 159,69 159,68 159,65
EUR/CHF 0,9400 -051%  -1,22% 0,9345 0,9294 0,9209 i
EUR/BRL 53427 -0,20% -0,08% 5,4126 5,4866 5,6338
EUR/PLN 43454  0,13%  -0,23% 4,3665 4,3910 4,4524
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FIXINGS CONTRA USD e EUR
EUR USD GBP JPY CHF SEK DKK CAD AUD BRL  NOK
EUR - 1,0776  0,8531 159,71 0,9400 112752 7,4569 1,4502 1,65083 53427 11,3814
UsD 0,9296 - 0,7918 147,97 0,8719 10,4733 6,9316 1,3468 15319 4,9625 10,5808
ACCIONISTA
TITULO COTACAC 1D%  YTD % INDICE LAST  Var.1D YTD% MAX Anual MIN Anual
ALTRI 4,488 -0,31 -2,39 Titulo Variacéo % PSI 6.182,29 -0,78% -3,26%  6.665,15  5.591,09
BCP 0,259 0,31 -5,65 CORT. AMORI 1,63 CAC40 7.611,26 -0,38% 0,89%  7.702,95  6.773,82
CORT. AMORIM 9,360 1,63 2,08 MOTA ENGIL 0,77 ESTXS50PR  4.67885 -0,28% 3,46%  4.694,88  3.980,94
cTT 3,715 0,27 6,88 IBERSOL 0,30 XTRADAX  16.921,96 -0,71% 0,96% 17.049,52 14.458,39
EDP 3,905 089  -14,36 ctT 0,27 S&P 500 498762 065% 4,54%  4.99504  3.808,86
EDP R 14295  -097  -22,91 GREENVOLT 0,06 IBEX 35 0.888,20 -1,17% -2,14% 10.301,30  8.501,20
GALP 14,130  -184 6,22 EDPR 0,97 NIKKEI 225 ~ 36.119,92 -0,11% 7,94% 36.984,51 26.632,92
GREENVOLT 8,090 0,06 -1,04 NOS -1,07
J MARTINS 22,040  -178 -3,99 REN -1,35 . .
MOTA ENGIL 5,270 0,77 32,83 JMARTINS -1,78 Lo EVOLUGAO MENSAL (BASE 100%)
NAVIGATOR 3,768 -0,26 6,09 GALP -1,84 Lo
NOS 3,146 -1,07 -1,69
REN 2180  -1,35  -6,02 psI 105
SEMAPA 14,060 0,00 4,03 108%
SONAE SGPS 0,890 0,34 -1,33 6575 101%
IBERSOL 6,680 0,30 -0,30 6475 99%
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A informacao mencionada € meramente indicativa e reflete o mercado pelas 16h30. As opinides emitidas nao podem ser entendidas como conselho ou recomendacao para a pratica de qualquer acto. A informacao
foi recolhida de fontes consideradas fiaveis, ndo se responsabilizando, no entanto, o CaixaBl por quaisquer incorre¢ées que as mesmas possam conter. Para mais informagées, contactar a Sala de Mercados
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