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EURIBOR vs. USD LIBOR

EURIBOR FIXING 1D (bps) 1M (bps) USD LIBOR LAST PRICE 1D (bps) 1M (bps) GBP CHF oo F/4“./-
1M 3,8870 2 1 M 5,4366 0 -3 5,1938 1,6925 '
3M 3,9220 2 -1 3M 5,5521 2 -4 5,1997 1,7025 500
6M 3,9050 7 -1 6M 5,5244 1 -6 5,1387 1,6600 425
12M 3,6330 10 5 12M 6,0414 8 31 4,8490 1,6400 asol " = —
im 3m &M 12mM
INTEREST RATE SWAPS = EURBOR = USDLIEOR
EUR LAST 1D (bps) 1M (bps) 1y 3y 5Y BANCO CENTRAL
1y 3,6024 5 5 2,4775 2,4200 2,5913 Zona Euro 4,50 CURVA FORWARD
2y 3,0448 6 10 2,4190 2,4660 2,6280 EUA 5,50 425
3y 2,8210 7 12 2,4190 2,5070 2,6610 Reino Unido 5,25
4y 2,7248 7 12 2,4420 2,5460 2,6950 Japao 0,10 875
5Y 2,6835 7 11 2,4710 2,5800 2,7280 Canada 5,00 325
7v 2,6679 7 11 2,5310 2,6510 2,7853 Suica -0,75
10Y 2,7040 8 10 2,6230 2,7290 2,8060 China 5,75 275
15Y 2,7600 7 10 2,6885 2,7115 2,7040 Brasil 11,25 225
20Y 2,6977 8 7 2,6185 2,5970 2,5590 Austrélia 4,35
30Y 2,4893 8 7 2,4170 2,3840 2,3390 india 4,50 ———EURBOR3M ——EURIBORGM —— EURIBOR 12
UsD LAST 1D (bps) 1M (bps) 1y 3y 5Y INTEREST RATE SWAPS
1y 4,9201 6 8 3,7020 3,5500 3,6360 475
2y 4,3286 9 11 3,5830 3,5560 3,6550 25
3y 4,0580 11 14 3,5720 3,5815 3,6730
ay 3,9279 12 15 3,5700 3,6040 3,6940 a7
5Y 3,8599 13 15 3,5820 3,6230 3,7150 325
7v 3,8061 13 15 3,6110 3,6650 3,7590 275
10Y 3,7936 13 14 3,6640 3,7250 3,7960 225 ]
15Y 3,8205 13 13 3,7230 3,7470 3,7690 1y 2y 3y av 0% v 10v 15Y 20Y 307
20Y 3,7993 12 13 3,7070 3,6905 3,6640 —=—ER —=UsD
30Y 3,6314 12 13 3,5380 3,4900 3,4340
COMMODITIES  LAST  Var.1D Var.1M | BONDS YIELD 1D (bps) 1M (bps) [HE SWAP 10y-2y 000
BRENT 77,33 0,00 -1,21 oT2Y 2,478 0,05 9,70 005
JETFUEL 872,00 0,50 17,00 oT 5Y 2,561 0,05 1550 57 o
DIESEL 832,75  -41,50 59,25 OT 10Y 3,109 0,06 3230 500 020
COBRE 8.464,00 -52,50 -62,50 BUND 10Y 2177 8,49 21,10 025
ZINCO 244974 -2956 -170,76 SCHATZ2Y 2,985 575 2600 1 NN N |w@
OURO 202194 -17,82 -2351 T-NOTE10Y 4,642 10,50 13,40 3504 040
TRIGO 590,50  -9,25 -25,50  T-NOTE 2Y 4,754 9,58 16,40 05/01 12/01 1o/01 26/01 02/02
LICENCA C02 62,37 41,03 -13,98  GILT 10Y 4,256 12,34 37,10 — USSP —BP ——EURRHS)
CAMBIAL
FW 3M FW6M  FW 12M EURUSD
EUR/USD 1,0746  -1,26%  -1,60% 1,0786 1,0828 1,0923 112
EUR/GBP 0,85595 -0,39%  0,72% 0,8587 0,8619 0,8695
EUR/IPY 159,72 -0,09%  -0,72% 159,70 159,69 159,66
EUR/CHF 0,9350  0,00%  -0,49% 0,9296 0,9245 0,9163 111
EUR/BRL 53693 -0,11% -0,67% 5,4391 5,5139 5,6645
EUR/PLN 43402  -0,59%  0,22% 4,3614 4,3861 4,4493
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FIXINGS CONTRA USD e EUR
EUR USD GBP JPY CHF SEK DKK CAD AUD BRL  NOK
EUR - 1,0746  0,8560 159,72 0,9350 11,3974  7,4584 1,4531 1,65689 53693 11,4890
uUsD 0,9324 - 0,7987 148,85 0,8716 10,6273 6,9535 1,3539 15454 50109 10,6984
ACCIONISTA
TITULO COTACAC 1D%  YTD % INDICE LAST  Var.1D YTD% MAX Anual MIN Anual
ALTRI 4,456 -0,09 3,13 Titulo Variacéo % PSI 6.22345 -0,54% -2,71%  6.665,15  5.591,09
BCP 0,259 2,41 5,72 J MARTINS 1,53 CAC40 7.589,96 -0,03% 0,62%  7.70295  6.773,82
CORT. AMORIM 9,150 0,55 0,11 ctT 1,37 ESTX50 PR  4.65527  0,02% 296%  4.676,71  3.980,94
cTT 3,705 1,37 6,16 MOTA ENGIL 0,78 XTRADAX  16.904,06 -0,08% 0,91% 17.004,55 14.458,39
EDP 4,032 049  -11,48 IBERSOL 0,60 S&P 500 493292 -059% 3,35% 497529  3.808,86
EDP R 14,615  -0,85  -21,11 CORT. AMORI 0,55 IBEX 35 9.941,30 -1,20% -1,59% 10.301,30  8.501,20
GALP 14,130  -1,15 592 EDP R -0,85 NIKKEI 225  36.354,16 0,54% 8,64% 36.984,51 26.632,92
GREENVOLT 8,090 0,12 -1,10 NAVIGATOR -1,06
J MARTINS 22560 1,53 2,08 GALP -1,15 R .
MOTA ENGIL 5,200 0,78 31,31 BCP 2,41 EVOLUGAO MENSAL (BASE 100%)
NAVIGATOR 3,726 -1,06 5,02 SEMAPA -2,68 100%
NOS 3,166 -0,81 -1,06 107%
REN 2,230 -0,45 -4,09 pSI 105% —
SEMAPA 13,800  -2,68 2,99 103% <
SONAE SGPS 0,890 0,40 -1,66 6600 101%
IBERSOL 6,680 0,60 0,00 6500 99%
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A informacao mencionada € meramente indicativa e reflete o mercado pelas 16h30. As opinides emitidas nao podem ser entendidas como conselho ou recomendacao para a pratica de qualquer acto. A informacao
foi recolhida de fontes consideradas fiaveis, ndo se responsabilizando, no entanto, o CaixaBl por quaisquer incorre¢ées que as mesmas possam conter. Para mais informagées, contactar a Sala de Mercados
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