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RENDA FIXA

INTERBANK OFFERED RATES

EURIBOR vs. USD LIBOR

EURIBOR FIXING 1D (bps) 1M (bps) USD LIBOR LAST PRICE 1D (bps) 1M (bps) GBP CHF ors ./././-
1M 3,8500 -1 -1 M 5,4379 0 -2 5,1979 1,7090 '
3M 3,9660 0 2 3M 5,6297 -1 -4 5,2456 1,7222 500
6M 4,0720 1 -4 6M 5,8265 -3 -6 5,2948 1,7400 e ——
12M 4,0280 1 -17 12M 6,0414 8 31 5,2482 1,8250 350
INTEREST RATE SWAPS 1M —=—EURIBOR —=—USDLIBOR 12M
EUR LAST 1D (bps) 1M (bps) 1y 3y 5Y BANCO CENTRAL
1y 3,9700 -1 -11 3,0490 2,8140 3,0280 Zona Euro 4,50 CURVA FORWARD
2y 3,5186 -1 -16 2,9200 2,8681 3,0730 EUA 5,50 425
3y 3,2823 2 -18 2,8865 2,9270 3,1190 Reino Unido 5,25 4,00
ay 3,1693 -3 -18 2,8930 2,9650 3,1570 Japéo 0,10 375
5Y 3,1230 -4 -19 2,9190 3,0122 3,1955 Canada 5,00 350
7Y 3,1078 6 -19 2,9850 3,0074 3,2580 Suica 0,75 by
10Y 3,1565 -7 -19 3,0850 3,1840 3,2825 China 5,75 275
15Y 3,2197 -8 -19 3,1510 3,1636 3,1560 Brasil 12,25 250
20Y 3,1455 -9 -19 3,0661 3,0300 2,9870 Austrélia 4,35
30Y 2,9095 -10 -17 2,8400 2,7880 2,7380 india 4,50 ———EURBOR3M ——EURIBORGM —— EURIBOR 12
UsD LAST 1D (bps) 1M (bps) 1y 3y 5Y INTEREST RATE SWAPS
1y 52728 -1 -7 4,2370 3,8900 4,0650 525
2y 4,7729 -2 -15 4,0550 3,9250 4,0840 .
3y 4,4867 2 22 4,0020 3,9700 4,1070
ay 4,3419 -3 23 3,9930 4,0010 4,1310 42
5Y 4,2718 -4 -25 4,0060 4,0300 4,1520 375
7v 4,2221 5 27 4,0380 4,0800 4,2000 325
10Y 4,2184 -6 -28 4,0950 4,1500 4,2430 -
15Y 4,2561 -6 -27 4,1590 4,1740 4,2030 1y 2y 3y av 0% v 10v 15Y 20Y 307
20Y 4,2280 -6 -26 4,1340 4,1040 4,0780 —=—ER  —=—UsD
30Y 4,0400 -6 -25 3,9410 3,8790 3,8200
COMMODITIES  LAST  Var.1D Var.1M | BONDS YIELD 1D (bps) 1M (bps) [HE SWAP 10y-2y 000
BRENT 82,61 -2,57 -0,52 oT2Y 3,130 0,07 -9,20 010
JETFUEL 967,25 8,25 45,75 OT 5Y 3,044 0,01 21,10 °% ’
DIESEL 904,00 -1,50 2575  OT10Y 3,414 -0,03 2390 500 020
COBRE 8247,00 62,50 192,00 BUND 10Y 2,529 -6,33 -23,50 030
ZINCO 256525 47,25 69,75 SCHATZ2Y 3,287 -2,02 330 “® \,\/\/”\/\ 040
OURO 196436 -13,77 131,35 T-NOTE10Y 4,971 -5,36 414,60 350 4 Iy
TRIGO 572'75 _3’00 4‘50 T-NOTE 2Y 5'213 _1'44 _10’50 09/10 11/10 13/10 15/10 17/10 19/10 21/10 23/10 25/10 27/10 29/10 31/10 02/11 04/11 06/11
LICENCAC02 7531 -0,53 515  GILT 10Y 4,574 -11,05 -41,70 — USSP —BP ——EURRHS)
CAMBIAL
FW 3M FW6M  FW 12M EURUSD
EUR/USD 1,0686  -0,51%  1,47% 1,0731 1,0775 1,0871 100
EUR/GBP 0,86855 -0,25%  -0,39% 0,8716 0,8747 0,8817
EUR/JPY 160,77  0,06%  -2,31% 160,75 160,74 160,71
EUR/CHF 09623  0,17%  -0,45% 0,9566 0,9511 0,9411 108
EUR/BRL 52009 0,74%  4,36% 5,2788 5,3501 5,5138
EUR/PLN 44622  -0,15%  2,28% 4,4900 4,5124 4,5606
EURGBP EURIPY o
0,88 165
163 108
0,87 161
159 W 1,05
0,86
157
0,85 + 155 + 1,04
05/09 19/09 03/10 17/10 31/10 05/09 12/09 19/09 26/09 03/10 10/10 17/10 24/10 31/10 07/11 05/09 12109 10/09 26009 03/10 10110 17710 2410 3110 0711
FIXINGS CONTRA USD e EUR
EUR USD GBP JPY CHF SEK DKK CAD AUD BRL  NOK
EUR - 1,0686  0,8686 160,77 0,9623 11,6903  7,4576 1,4712 1,66379 52009 11,9732
UsD 0,9358 - 0,8131 150,51 0,9004 10,9311  6,9789 1,3752 15571  4,8686 11,1951
ACCIONISTA
TITULO COTACAC 1D%  YTD % INDICE LAST  Var.1D YTD% MAX Anual MIN Anual
ALTRI 4,520 -2,25 7,45 Titulo Variacéo % PSI 622735 -2,54% 875% 644578  5591,09
BCP 0,279 3,22 90,85 CAC40 698623 -0,39% 7,92% 758126 636370
CORT. AMORIM 8,950 -1,76 2,64 ESTX50PR 415337 -0,13% 948% 449151 3667,98
cTT 3,475 239 12,82 XTRADAX  15152,64 0,11% 8,83% 1652897 13391,00
EDP 4,170 1,60  -10,44 S&P 500 438338 040% 14,16% 4607,07 3744,22
EDP R 15995  -1,96  -22,28 IBEX 35 9230,30 -0,12% 12,17% 974190 789320
GALP 13,480  -4,50 6,90 ctT 2,39 NIKKEI 225 ~ 32271,82 -1,34% 23,67% 33772,89 25661,89
GREENVOLT 6,415 324 -17,76 BCP -3,22
J MARTINS 22,400 -150 11,00 GREENVOLT -3,24 . .
MOTA ENGIL 2,970 556 153,85 GALP -4,50 Los EVOLUGAO MENSAL (BASE 100%)
NAVIGATOR 3,724 -1,38 7,82 MOTA ENGIL -5,56 106%
NOS 3,432 2,22 -5,85
REN 2445 141 298 psI 1o
SEMAPA 13,420  -1,90 8,58 102% —
SONAE SGPS 0,934 -2,20 0,11 6375 100% ——’\, =
IBERSOL 6,640 1,19 20,29 6275 98%
6175 96%
6075 4

A informacao mencionada € meramente indicativa e reflete o mercado pelas 16h30. As opinides emitidas nao podem ser entendidas como conselho ou recomendacao para a pratica de qualquer acto. A informacao
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