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RENDA FIXA
INTERBANK OFFERED RATES 650 EURIBOR vs. USD LIBOR
EURIBOR FIXING 1D (bps) 1M (bps) USD LIBOR LAST PRICE 1D (bps) 1M (bps) GBP CHF o5 ./_/./-
1M 3,8600 2 0 M 5,4362 -1 -1 5,1988 1,7291 '
3M 3,9630 1 2 3M 5,6418 -1 3 5,2525 1,7250 500
6M 4,0660 0 5 6M 5,8542 -2 -6 5,3053 1,7400 B —
12M 4,0220 2 17 12M 6,0414 8 31 5,2815 1,8500 350
INTEREST RATE SWAPS 1M —=—EURBOR —=—USDLIBOR 12M
EUR LAST 1D (bps) 1M (bps) 1y 3y 5Y BANCO CENTRAL
1y 3,9780 1 -13 3,0715 2,8775 3,1130 Zona Euro 4,50 CURVA FORWARD
2y 3,5310 3 22 2,9475 2,9398 3,1635 EUA 5,50 425
3y 3,2990 5 25 2,9240 2,9840 3,2090 Reino Unido 5,25 400
4y 3,1985 6 25 2,9430 3,0470 3,2520 Japao 0,10 375
5Y 3,1610 6 24 2,9750 3,0950 3,2960 Canada 5,00 350
7v 3,1610 6 23 3,0505 3,1710 3,3430 Suica 0,75 325
10Y 3,2240 7 22 3,1620 3,2800 3,3880 China 5,75 300
15Y 3,3010 7 -19 3,2395 3,2650 3,2662 Brasil 12,25 275 +
20Y 3,2330 6 -19 3,1595 3,1342 3,1000 Australia 4,10
30Y 3,0057 5 17 2,9250 2,8970 2,8520 india 4,50 T EURIBORSM ——— EURIBOR6M  —— EURISOR 12M
usD LAST 1D (bps) 1M (bps) 1y 3y 5Y 550 INTEREST RATE SWAPS
1y 5,2580 2 17 4,2370 3,9420 4,1570 525
2y 4,7605 5 22 4,0680 4,0000 4,1810 S0
3y 4,4862 6 22 4,0270 4,0500 4,2110 450
4y 4,3556 6 22 4,0350 4,0870 4,2380 425
5Y 4,2987 6 22 4,0570 4,1210 4,2620 piid '\'\-\"-—r’*‘_'\‘\
7Y 4,2685 6 22 4,1040 4,1790 4,3100 350
10Y 4,2825 6 21 4,1740 4,2510 4,3480 a2
15Y 4,3290 6 -20 4,2420 4,2710 4,3050 ' 1y 2y 3y av 0% v 10v 15Y 20Y 307
20Y 4,3029 5 -19 4,2190 4,2000 4,1750 —=—ER —=UsD
30Y 4,1167 5 17 4,0240 3,9690 3,9100
COMMODITIES  LAST  Var.1D Var.1M | BONDS YIELD 1D (bps) 1M (bps) [HE SWAP 10y-2y 000
BRENT 86,01 1,12 2,88 oT 2y 3,058 0,07 -15,30 010
JETFUEL 959,00  -20,75  -50,75 OT 5Y 3,043 0,10 -22,60 °7 ’
DIESEL 905,50 -2350 62,25  OT10Y 3,447 0,13 20,10 500 020
COBRE 8168,50 32,50 169,00 BUND 10Y 2,595 8,66 -15,60 030
ZINCO 251800 49,00 27,75 SCHATZ2Y 3,305 4,29 200 *® w -040
OURO 198259 -10,06 14958 T-NOTE10Y 4,994 6,29 6,50 3504 050
TRIGO 574,50 2,00 6,25  T-NOTE2Y 5,184 6,59 -7,40 06710 13110 2010 27110 03/11
LICENGA C02 76,02 -1,62 -4,44  GILT 10Y 4,689 10,01 -22,80 —USD ——GBP ——EURRHS)
CAMBIAL
FW 3M FW6M  FW 12M EURUSD
EUR/USD 1,0741  0,36%  1,69% 1,0786 1,0830 1,0922 100
EUR/GBP 0,8664  0,40%  -0,15% 0,8695 0,8726 0,8799
EUR/IPY 160,87  -0,62%  -2,11% 160,85 160,84 160,81
EUR/CHF 0,9641  0,05%  -0,08% 0,9583 0,9529 0,9430 108
EUR/BRL 52619 -0,03%  3,56% 5,3425 5,4140 55794
EUR/PLN 4,4555  -0,09%  2,74% 4,4844 4,5064 4,5529
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FIXINGS CONTRA USD e EUR
EUR USD GBP JPY CHF SEK DKK CAD AUD BRL  NOK
EUR - 1,0741  0,8664 160,87 0,9641 11,6973  7,4585 1,4691 1,65383  5,2619 11,8468
usD 0,9308 - 0,8072 149,74 0,8974 10,8898  6,9427 1,3677 15380  4,8936 11,0276
ACCIONISTA
TITULO COTACAC 1D%  YTD % INDICE LAST  Var.1D YTD% MAX Anual MIN Anual
ALTRI 4,624 0,61 9,92 Titulo Variac&o % PSI 6389,93 -0,19% 11,59% 644578  5591,09
BCP 0,289 -1,64 97,20 GREENVOLT 1,92 CAC40 7013,73 -0,48% 8,34%  7581,26  6289,07
CORT.AMORIM 9,110 0,11 4.47 J MARTINS 1,34 ESTX50PR 415864 -0,38% 962% 449151 360192
CTT 3,560 -1,25 15,58 ALTRI 0,61 XTRADAX 1513597 -0,35% 8,71% 16528,97 13193,51
EDP 4,238 0,50 -8,98 EDP 0,50 S&P 500 436390 0,14% 1367% 460707 370884
EDP R 16,315  -1,69  -20,72 NAVIGATOR 0,48 IBEX 35 9241,30 -057% 12,30% 9741,90  7830,60
GALP 14,115 0,39 11,93 NOS 0,74 NIKKEI 225 3270848 237% 2535% 3377289 25661,89
GREENVOLT 6,630 1,92 -15,00 cTT -1,25
J MARTINS 22,740 1,34 12,69 BCP -1,64 R .
MOTA ENGIL 3,145 -1,72 168,80 EDPR -1,69 Lo EVOLUGAO MENSAL (BASE 100%)
NAVIGATOR 3,776 0,48 9,32 MOTA ENGIL -1,72 o
NOS 3,510 0,74 3,71
REN 2480 020  -159 psI 105
SEMAPA 13,680  -0,29 10,68 103%
SONAE SGPS 0,955 0,21 214 6350 101%
IBERSOL 6,720 0,30 21,74 6250 90%
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