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RENDA FIXA
INTERBANK OFFERED RATES 650 EURIBOR vs. USD LIBOR
EURIBOR FIXING 1D (bps) 1M (bps) USD LIBOR LAST PRICE 1D (bps) 1M (bps) GBP CHF ors /
1M 3,8620 0 10 1M 5,4498 0 0 5,2215 1,6550 '
3M 3,9750 -1 10 3m 5,6644 1 -1 5,2878 1,6824 500
6M 4,1030 -2 5 6M 5,8923 2 -1 5,3520 1,7600 B
12M 4,1720 0 0 12M 6,0414 8 31 5,3790 1,8950 350 +
INTEREST RATE SWAPS IM —=—EURBOR = USDLIBOR 12M
EUR LAST 1D (bps) 1M (bps) 1Y 3y 5Y BANCO CENTRAL
1y 4,1054 -1 -4 3,3960 3,0485 3,1855 Zona Euro 4,50 CURVA FORWARD
2y 3,7520 0 7 3,2338 3,0814 3,2245 EUA 5,50 425
3y 3,5340 0 -4 3,1720 3,1180 3,2670 Reino Unido 5,25 00
ay 3,4173 1 -1 3,1580 3,1520 3,3060 Japéo 0,10
5Y 3,3610 2 2 3,1650 3,1880 3,3427 Canada 5,00 a7s
7Y 3,3255 3 7 3,2030 3,2650 3,4030 Suica 0,75 350
10Y 3,3531 4 11 3,2820 3,3440 3,4240 China 5,75 325
15Y 3,3995 5 15 3,3295 3,3100 3,2887 Brasil 12,75 300 +
20Y 3,3120 5 16 3,2300 3,1700 3,1167 Australia 4,10
30Y 3,0673 6 15 2,9940 2,9290 2,8720 india 4,50 EURIBOR EURIEOR &M EURIBOR 120
usD LAST 1D (bps) 1M (bps) 1y 3y 5Y 50 INTEREST RATE SWAPS
1Y 5,3998 1 -4 4,5050 4,0400 4,2250 525
2y 4,9632 2 2 4,2960 4,0890 4,2400 50
3y 4,6819 4 10 4,2140 4,1330 4,2650 450
ay 45325 5 17 4,1970 4,1620 4,2910 425
5Y 4,4607 6 23 4,2020 4,1900 4,3090 P
7v 4,4048 8 32 4,2240 4,2400 4,3495 350
10Y 4,3920 9 39 4,2710 4,3000 4,3860 52
15Y 4,4160 10 44 4,3220 4,3160 4,3335 Ty 2y 3y av % v 107 15Y 20y 30v
20Y 4,3756 11 45 4,2820 4,2320 4,1960 —a—ER  —s—UsD
30Y 4,1670 11 46 4,0700 3,9930 3,9270
COMMODITIES  LAST  Var.1D Var.IM | BONDS YIELD 1D (bps) 1M (bps) [ SWAP 10y-2y 000
BRENT 89,86 -1,03 -3,18 oT2Y 3,173 -0,06 5,80 010
JETFUEL 102350 50,75  -3525 oT 5Y 3,164 -0,02 11,40 5™ 0.20
DIESEL 959,50 52,00  -62,75 oT 10Y 3,513 0,01 1830 500 030
COBRE 793800 -42,00 -468,00 BUND 10Y 2,646 3,82 20,40 ﬂ e
ZINCO 242350 -300  -92,25 SCHATZ2Y 3,348 1,77 310 @ *® 060
OURO 1921,22 -11,60  -2,69 T-NOTE10Y 5,063 5,38 30,20 g0 070
TRIGO 580,25 0,50 -24,00 T-NOTE 2Y 5,322 3,31 14,80 15/09 22109 29009 06110 13110
LICENGACO2 83,39 -2,56 1,08 GILT 10Y 4,802 9,86 33,60 USD ——BP —— EUR®HS)
CAMBIAL
FW 3M FW6M __ FW 12V EURUSD
EUR/USD 1,0538  0,13%  -1,17% 1,0585 1,0630 1,0722 ™.
EUR/GBP 0,86545 -0,15%  -0,47% 0,8687 0,8720 0,8793
EUR/JPY 157,54  -0,06%  -0,06% 157,52 157,51 157,48 1o
EUR/CHF 09502 -0,22%  0,94% 0,9445 0,9391 0,9291
EUR/BRL 53327 0,06% -2,68% 5,4170 5,4930 5,6470 oo
EUR/PLN 44550  178%  4,15% 4,4850 4,5092 4,5581
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FIXINGS CONTRA USD e EUR

EUR usD GBP JPY CHF SEK DKK CAD AUD BRL NOK
EUR - 1,0538 0,8655 157,54 0,9502 11,5303 7,4595 1,4361 1,66368 5,3327 11,5595
uUsD 0,9480 - 0,8205 149,65 0,9015 10,9250 7,0713 1,3632 1,5795 5,0530 10,9459
ACCIONISTA
TITULO COTACAC 1D% YTD% INDICE LAST Var. 1D YTD% MAX Anual MIN Anual
ALTRI 4,524 0,35 7,54 Titulo Variacéo % PSI 6 116,56 1,21% 6,82% 6 273,94 5 309,96
BCP 0,281 2,82 91,80 CcTT 3,40 CAC40 7 022,19 027%  8,47% 7 581,26 5910,39
CORT. AMORIM 9,350 -0,43 7,22 BCP 2,82 ESTX 50 PR 4 149,86 0,33%  9,39% 4 491,51 3 369,55
CTT 3,500 3,40 13,64 J MARTINS 2,61 XTRA DAX 1523799 0,34% 9,44% 16528,97 1239599
EDP 3,759 1,16 -19,27 MOTA ENGIL 1,88 S&P 500 437563  1,11% 1397% 4607,07 3579,68
EDP R 14,445 0,45 -29,81 GREENVOLT 1,56 IBEX 35 9 285,10 057% 12,83%  9741,90 7 371,60
GALP 14,710 0,27 16,65 NIKKEI 225  31659,03 -2,03% 21,32% 3377289 25661,89
GREENVOLT 5,520 1,56 -29,23
J MARTINS 20,040 2,61 -0,69 M
MOTA ENGIL 2,985 1,88 155,13 SEMAPA -0,15 EVOLUGAO MENSAL (BASE 100%)
NAVIGATOR 3,754 0,21 8,69 CORT. AMORI -0,43 101%
NOS 3,464 0,64 -4,97 0%
REN 2,445 0,62 -2,98 psI
SEMAPA 13,560 -0,15 9,71 97%
SONAE SGPS 0,928 0,60 -0,80 6200 5%
IBERSOL 6,800 0,00 23,19 6100 035
6000
91% +
5900 15/09 22/09 29/09 06/10 13/10
5800 +
15/09 22/09 29/09 06/10 13/10 PSI20  ———CAC40 Eurostoxx50  ——— DAX S&P500 ——IBEX  —— NIKKEI
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