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EURIBOR vs. USD LIBOR
6,00

EURIBOR FIXING 1D (bps) 1M (bps) USD LIBOR LAST PRICE 1D (bps) 1M (bps) GBP CHF o2s _/F/df/*
M 3,3150 3 15 M 5,2193 0 11 4,5950 1,5300 '
3m 3,4780 1 13 3m 5,5444 0 21 4,8132 1,7700 450
6M 3,7530 -1 12 6M 5,6597 0 27 5,0791 1,8900 375 /
12M 3,9380 1 14 12M 5,7839 0 49 5,3277 2,0700 300 4
INTEREST RATE SWAPS TAXA DE REFERENCIA IM —s—EURBOR = USDLIBOR 12M
EUR LAST 1D (bps) 1M (bps) 1y 3y 5Y BANCO CENTRAL
1y 3,8650 -1 10 3,2752 2,6740 2,7380 Zona Euro 3,75 CURVA FORWARD
2y 3,5740 -1 18 3,0610 2,6860 2,7640 EUA 525 425
3y 3,3370 -1 19 2,9340 2,7050 2,8000 Reino Unido 4,50 400
4y 3,1776 -1 15 2,8770 2,7250 2,8360 Japao 0,10 375
5Y 3,0865 0 12 2,8510 2,7520 2,8710 Canada 475 350
v 3,0007 0 8 2,8460 2,8150 2,9380 Suica 0,75 325
10Y 2,9870 1 5 2,8950 2,8990 2,9661 China 575 300
15Y 3,0135 2 3 2,9290 2,8683 2,8377 Brasil 13,75 275 4
20Y 2,9133 3 4 2,8215 2,7277 2,6680 Austrélia 4,10
30Y 2,6549 3 5 2,5740 2,4850 2,4280 india 4,50 EURIBOR 3M EURIBOR oM EURIBOR 124
usD LAST 1D (bps) 1M (bps) 1y 3y 5Y 550 INTEREST RATE SWAPS
1y 54777 1 49 4,0951 3,3608 3,4543
2y 4,8017 0 60 3,8013 3,3725 3,4718 500
3y 4,3811 1 56 3,6709 3,3603 3,4969 450
4y 4,1355 1 51 3,6068 3,3912 3,5255 4,00
5Y 3,9957 1 46 3,5670 3,4036 3,5512 350
v 3,8607 2 40 3,5546 3,4540 3,5809 200
10Y 3,7927 3 32 3,5852 3,5610 3,6510 250
15Y 3,7763 3 26 3,6152 3,5753 3,6037 T ™ a o v -~ 10v 157 20v a0v
20Y 3,7275 3 22 3,5782 3,5107 3,4668 —e—ER —eUsD
30Y 3,5231 3 17 3,3918 3,2953 3,2376
COMMODITIES  LAST Var.1D Var.1M | BONDS YIELD 1D (bps) 1M (bps) [N SWAP 10y-2y 000
BRENT 72,56 2,23 -1,34 oT 2Y 2,767 0,00 14,50 010
JETFUEL 735,63 -7,84 -10,27 OoT 5Y 2,773 0,03 13,90 525 -0.20
DIESEL 699,62  -553 -3,53 oT 10Y 3,061 0,03 1,10 450 030
COBRE 8339,00 24,00 -220,00 BUND 10Y 2,163 0,19 16,80 o
ZINCO 240550 575  -26530 SCHATZ2Y 3,143 -1,26 3480 %% m 060
OURO 1956,07 -513 54,70 T-NOTE 10Y 4,348 1,26 41,00 3004 070
TRIGO 636,25 6,00 1,25  T-NOTE2Y 4,715 0,61 84,70 12105 10005 26/05 02/06 09/06
LICENCA C02 88,24 1,45 0,24 GILT 10Y 4,588 13,76 75,30 USD ——cEP —— EURGRHS)
CAMBIAL
CAMBIAL FIXING  Var. 1D Var. 1M FW 3M FW 6M FW 12M EURUSD
EUR/USD 1,0765  -0,14%  -1,17% 1,0820 1,0870 1,0966 i
EUR/GBP 0,85678  0,14%  1,57% 0,8599 0,8637 0,8729
EUR/IPY 150,03  0,14%  -2,01% 150,02 150,00 149,97
EUR/CHF 09777  -0,71%  -0,32% 0,9731 0,9686 0,9603 110
EUR/BRL 52395  0,16%  1,94% 5,3520 5,4496 5,6060
EUR/PLN 44443 -0,07%  1,72% 4,4864 4,5246 4,5958
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FIXINGS CONTRA USD e EUR
EUR USD GBP JPY CHF DKK CAD AUD BRL NOK
EUR - 1,0765  0,8568 150,03 0,9777 11,6347 7,4514 1,4378 159264 52395 11,6234
usD 0,9304 - 0,7994 139,63 0,9093 10,8117 6,9344 1,3371 1,4819 4,8853 10,8268
ACCIONISTA
TITULO COTACAQ %  YTD% INDICE LAST Var. 1D YTD% MAX Anual MIN Anual
ALTRI 4,130 0,39 -1,82 Titulo Variagao % PSI 5984,40 0,30% 451%  6290,49 5128,86
BCP 0,212 0,19 44,47 GREENVOLT 4,02 CAC40 7250,35  0,52% 12,00% 758126 562842
CORT. AMORIM 9,890 0,30 13,42 JMARTINS 1,90 ESTX50 PR 4316,49  0,62% 13,78% 4412,88 324957
CcTT 3,335 0,15 8,28 REN 0,98 XTRADAX  16097,87 0,93% 1562% 1633194 1186284
EDP 4,672 0,58 0,34 IBERSOL 0,83 S&P 500 431259  0,32% 12,32% 432528 349158
EDP R 19,460 0,18 5,44 SONAE SGPS 0,59 IBEX 35 934570  0,39% 13,57% 9540,50 7 189,60
GALP 10,550 -1,31 -16,34 MOTA ENGIL 0,71 NIKKEI 225 ~ 32434,00 052% 24,29% 3270853 25520,23
GREENVOLT 6,605 4,02 -15,32 SEMAPA 0,74
J MARTINS 24,620 1,90 22,00 NAVIGATOR -0,86 ~
MOTA ENGIL 2,090 0,71 78,63 NOS 0,98 EVOLUGAO MENSAL (BASE 100%)
NAVIGATOR 3,210 -0,86 -7,06 GALP 1,31 1009
NOS 3,438 0,98 5,68
REN 2,570 0.98 1,98 psI 106%
SEMAPA 13,400 0,74 8,41 o125 103% o
SONAESGPS 0931 059  -0.43 oo = ———\
IBERSOL 7,300 0,83 32,25 6025
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