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RENDA FIXA
INTERBANK OFFERED RATES 600 EURIBOR vs. USD LIBOR
EURIBOR FIXING 1D (bps) 1M (bps) USD LIBOR LAST PRICE 1D (bps) 1M (bps) GBP CHF B e —
M 3,2110 0 16 M 5,1704 2 11 45174 1,2200 '

3M 3,4630 -1 20 3m 5,4960 19 4,7766 1,5550 450

2
6M 3,7460 -2 10 6M 5,6186 4 21 5,0795 1,6900 375 ././I/'
12m 3,9390 -3 6 12M 5,7303 7 36 5,3793 1,8750

3,00 +

INTEREST RATE SWAPS TAXA DE REFERENCIA IM —s—EURBOR —#—USDLIBOR 12M
EUR LAST 1D (bps) 1M (bps) 1y 3Y 5Y BANCO CENTRAL

1y 3,8372 -4 6 3,1630 2,6355 2,7491 Zona Euro 3,75 CURVA FORWARD
2y 3,5080 6 3 2,9640 2,6554 2,7756 EUA 5,25 425
3y 3,2630 6 2 2,8560 2,6840 2,8070 Reino Unido 4,50 400
ay 3,1128 6 0 2,8128 2,7130 2,8400 Japdo 0,10 375
5Y 3,0295 5 2 2,8000 2,7430 2,8730 Canada 4,50 350
7Y 2,9608 -4 -3 2,8110 2,8060 2,9280 Suica 0,75 b
10Y 2,9560 -3 -3 2,8639 2,8780 2,9395 China 5,75 275
15Y 2,9748 2 -3 2,8885 2,8305 2,7930 Brasil 13,75 250
20Y 2,8657 1 -2 2,7723 2,6820 2,6186 Austrélia 3,85
30Y 2,5966 0 2 2,5140 2,4260 2,3610 india 4,50 EURIBOR3M  —— EURIBOR 6 —— EURIBOR 12M
usD LAST 1D (bps) 1M (bps) 1y 3y 5Y 50 INTEREST RATE SWAPS
1y 5,3800 -1 22 3,8312 3,2715 3,3903
2y 4,6200 3 19 3,5716 3,2975 3,3935 500
3y 4,1986 -3 16 3,4624 3,3090 3,4308 450
ay 3,9770 -3 14 3,4377 3,3477 3,4623 400
5Y 3,8555 -4 12 3,4298 3,3590 3,4882 350
7Y 3,7351 -3 10 3,4355 3,4279 3,5270 200
10Y 3,6850 -3 9 3,4862 3,5060 3,5670 2o |
15Y 3,6953 -2 8 3,5421 3,5404 3,5729 1y 2y 3y av % v 107 15Y 20y 30v
20Y 3,6580 2 7 3,5171 3,4800 3,4593 —s—ER  —=-usD
30Y 3,4707 2 6 3,3436 3,2749 3,2185
COMMODITIES  LAST  Var.1D Var.IM | BONDS YIELD 1D (bps) 1M (bps) [ SWAP 10y-2y 000
BRENT 7281  -0,73 7,52 oT 2Y 2,708 -0,08 -5,80 010
JETFUEL 705,00 -27,76  -40,25 oT 5Y 2,653 0,07 800  *® 020
DIESEL 678,75  -24,25  -27,50 oT 10Y 3,022 -0,04 -11,10 450 -0.30
COBRE 8.11500 -12,00 -472,50 BUND 10Y 1,997 7,11 -3,70 W e
ZINCO 229502 -41,23 -349,73 SCHATZ2Y 3,065 -6,78 320 37 060
OURO 1.971,52 1218  -18,48 T-NOTE10Y 4,226 -3,57 10,60 3001 | o7
TRIGO 589,50 _1’50 _44’25 T-NOTE 2Y 4'491 _5'27 35'90 02/05 04/05 06/05 08/05 10/05 12/05 14/05 16/05 18/05 20/05 22/05 24/05 26/05 28/05 30/05
LICENCACO2 80,56 0,04 678 GILT 10Y 4,416 -8,82 56,40 USD ——GBP —— EUR®HS)
CAMBIAL
SVEN FW6M __ FW 12V EURUSD
EUR/USD 1,0683 -057% -2,71% 10741 1,0791 1,0879 ™.
EUR/GBP 0,86405 -0,05%  1,90% 0,8673 0,8709 0,8795
EUR/IPY 149,13  059%  0,15% 149,12 149,10 149,07
EUR/CHF 09732 -0,08%  1,01% 0,9681 0,9633 0,9546 110
EUR/BRL 54433  -0,67%  0,94% 5,5668 5,6661 5,8490
EUR/PLN 45300 0,16%  1,71% 45774 4,6193 4,7015
EURGBP EURIPY 109
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FIXINGS CONTRA USD e EUR

EUR USD GBP JPY CHF SEK DKK CAD AUD BRL NOK
EUR - 1,0683  0,8641 149,13 0,9732 11,6069  7,4469 1,4480 1,64717 54433 11,8927
uUsD 0,9380 - 0,8069 139,705 0,9139 10,8868 6,9855 1,3594 1,5454 5,1188 11,1415
ACCIONISTA
TITULO COTACAC 1D% YTD% INDICE LAST Var. 1D YTD% MAX Anual MIN Anual
ALTRI 4,126 0,44 -1,92 Titulo Variacéo % PSI 5.729,40 -1,11% 0,06% 6.370,78 5.128,86
BCP 0,206 -1,58 40,44 ALTRI 0,44 CAC40 7.098,70 -1.54%  9,65% 7.581,26 5.628,42
CORT.AMORIM 9,840 -1,20 12,84 ESTX50PR  4.218,04 -1,71% 11,19% 4.412,88  3.249,57
CTT 3,255 -0,61 5,68 XTRA DAX 15.664,02 -153% 12,51% 16.331,94 11.862,84
EDP 4,562 -0,52 -2,02 S&P 500 4.168,24 -0,89% 8,56% 4.325,28 3.491,58
EDP R 18,580 -0,46 -9,72 IBEX 35 9.038,00 -1.41% 9.83% 9.540,50 7.189,60
GALP 9,896 -1,04 21,52 SONAE SGPS -1,69 NIKKEI 225  30.887,88 -1,41% 18,37% 31.560,43 25.520,23
GREENVOLT 6,100 -2,40 -21,79 NAVIGATOR -2,10
J MARTINS 22,580 -0,88 11,89 SEMAPA -2,29 %
MOTA ENGIL 1,838 -5,65 57,09 GREENVOLT -2,40 EVOLUGAO MENSAL (BASE 100%)
NAVIGATOR 3,078 2,10 -10,89 MOTA ENGIL -5,65 107%
NOS 3,450 -1,43 -5,35 105%
REN 2,505 -0,40 -0,60 psI 103%
SEMAPA 12,820  -2,29 3,72 o225 101% | S— %
SONAE SGPS 0,903 -1,69 -3,42 6125 99%
IBERSOL 7,040 0,00 27,54 025 97%
95%
5925 oa% 1
5825 02/05 04/05 06/05 08/05 10/05 12/05 14/05 16/05 18/05 20/05 22/05 24/05 26/05 28/05 30/05
57250‘2/05 09/05 16/05 23/05 30/05 PSI20  ———CAC40 Eurostoxx50  ——— DAX S&P500 ——IBEX  —— NIKKEI
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