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RENDA FIXA
INTERBANK OFFERED RATES 200 EURIBOR vs. USD LIBOR
EURIBOR FIXING 1D (bps) 1M (bps) USD LIBOR LAST PRICE 1D (bps) 1M (bps) GBP CHF . ././_/-
1M -0,5540 0 0 1M 0,4414 1 32 0,7453 -0,7000 ’
3M -0,4880 1 4 3M 0,9164 3 45 0,9173 -0,6425 0.50
6M -0,3930 1 7 6M 1,2379 6 45 1,2475 -0,5750 -o,zsj . a2 ==
12M -0,2320 1 5 12M 1,6851 3 34 1,6459 -0,7000 1,00
1M 3M 6M 12M
TAXA DE REFERENCIA e cnmon - usoor
EUR LAST 1D (bps) 1M (bps) 1Y 3y 5Y BANCO CENTRAL
1Y -0,1805 2 10 0,7840 1,0700 1,1693 Zona Euro 0,00
2Y 0,2951 2 12 0,8763 1,1115 1,2100 EUA 0,25 100 - CURVA FORWARD
3y 0,5203 2 11 0,9438 1,1300 1,2620 Reino Unido 0,50 0.75 |
4y 0,6575 3 12 0,9960 1,1590 1,3165 Japao 0,10 0.50 -
5Y 0,7544 3 15 1,0290 1,2008 1,3675 Canada 0,50 0.5 |
7Y 0,8820 3 18 1,1080 1,2930 1,4270 Suica -0,75 000 z
10Y 1,0535 3 23 1,2360 1,3720 1,4440 China 5,75 025 ,Q&){m SN
15Y 1,2007 0 26 1,3060 1,3370 1,3094 Brasil 10,75 050 1 A ¢
20Y 1,1589 -1 23 1,2129 1,1910 1,1290 Austrélia 0,10
30Y 0,9248 0 12 0,9430 0,9020 0,8415 india 4,00 EURIBOR 3M EURIBOR 6M EURIBOR 12M
USD LAST 1D (bps) 1M (bps) 1Y 3Y 5Y INTEREST RATE SWAPS
1Y 1,6161 2 39 2,6113 2,2750 2,2707 295 | - e ——
2Y 21105 3 39 2,5210 22320 22555 . ./'/F
3y 2,2266 4 33 2,4410 2,2450 2,2922
4Y 2,2359 4 27 2,3790 2,2631 2,2890 1,25 1
5Y 2,2353 4 23 2,3600 2,2816 2,3301 0,75 |
7Y 2,2488 4 19 2,3210 2,2740 2,3450 0.5 |
10Y 2,2811 4 16 2,3580 2,3649 2,3305 —
15Y 2,3516 4 16 2,3850 2,3984 2,3880 025~ 2Y 3 o > ~ 1ov 18Y 20V 30
20Y 2,3709 3 16 2,3425 2,3616 2,2895 e EUR = USD
30Y 2,2737 3 12 2,2325 2,2116 2,1697
COMMODITIES LAST Var.1D Var.1M | BONDS YIELD 1D (bps) 1M (bps) [N SWAP 10y-2y 080
BRENT 99,25 -0,66 6,76 OT 2Y -0,289 0,02 -7,90 050 | | ors
JETFUEL 926,29  -85,91 54,04 OT 5Y 0,331 0,03 -5,80
DIESEL 889,25 -86,51 61,50 OT 10Y 1,196 0,03 1,90 060 1 [ oo
COBRE 9.892,00 -31,00 -64,50 BUND 10Y -0,082 6,54 9,30 0,40 | - 065
ZINCO 3.793,00 -9,00 209,00 SCHATZ2Y 0,327 8,33 -3,70 0,20 - " 0,60
OURO 1.910,80 -7,14 41,00 T-NOTE10Y 3,138 2,57 15,70 0.00 R 055
TR|GO 1_069’25 _85'00 283,00 T_NOTE 2Y 2’535 1’93 23,30 15/02 17/02 19/02 21/02 23/02 25/02 27/02 01/03 03/03 05/03 07/03 09/03 11/03 13/03 15/03
LICENCA C02 78,35 0,92 -11,51  GILT 10Y 1,691 6,23 1,30 UsD ep EUR (RHS)
CAMBIAL
FW 3M FW6M  FW 12M EURUSD
EUR/USD 1,0994  0,03%  -3,32% 1,1034 1,1087 1,1214 s
EUR/GBP 0,83988 0,08%  -0,06% 0,8434 0,8480 0,8580 ’
EUR/JPY 130,05 -0,29%  1,16% 130,05 130,05 130,05 "
EUR/CHF 1,0366  -0,53%  1,18% 1,0361 1,0356 1,0345 '
EUR/BRL 56308 0,45%  3,67% 5,8003 5,9833 6,3612
EUR/PLN 46619  1,00%  -3,54% 4,7178 4,7856 4,9259 i3
EURGBP EURJPY 1,121
0,85 -+ 135 111
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FIXINGS CONTRA USD e EUR
EUR USD GBP JPY CHF SEK DKK CAD AUD BRL NOK
EUR - 1,0994  0,8399 130,05 1,0366 10,4034 7,4416 1,4003 151747  5,6308 9,8170
USD  0,9080 - 0,7635 118,395 0,9418 9,4578 6,7569 1,2729 1,3790 51224 8,9217
ACCIONISTA
INDICE __ LAST __ Var.1D YTD% MAX Anual MIN Anual
ALTRI 5,880 2,26 4,81 Titulo Variacéo % PSI 20 5.613,30 0,86% 0,79%  5.835,45  4.729,91
BCP 0,148 8,27 4,97 BCP 8,27 CAC40 6.598,07 3,82% -7,76%  7.384,86  5.756,38
CORT. AMORIM 9,890 0,41 -12,32 cTT + 479 ESTX50 PR 3.892,26  4,12% -9,45%  4.41523  3.387,00
CTT 4,595 4,79 0,88 RAMADA 3,80 XTRADAX  14.44828 3,82% -9,04% 16.290,19 12.438,85
EDP 4,239 -0,75 -12,27 ALTRI 2,26 S&P 500 4.333,42 1,65% -9,09%  4.818,62  3.853,50
EDP R 21,800 -1,62 -0,46 SEMAPA 1,81 IBEX 35 8.381,00 1,76% -3,82%  9.310,80  7.287,70
GALP 10,445 0,10 22,59 EDP -0,75 NIKKEI 225  25.762,01 1,64% -10,52% 30.795,78 24.681,74
IBERSOL 5,500 -1,08 6,18 NOVABASE -1,01
J MARTINS 19,455 -0,15 -3,21 IBERSOL -1,08 _
MOTAENGIL 1308  -061 251 REN 11,49 EVOLUGAO MENSAL (BASE 100%)
NAVIGATOR 3,298 1,66 -1,55 EDP R v -1,62 101%
NOVABASE 4,890 -1,01 -4,49 os%% |
NOS 3,646 1,50 6,92 PSI20 oo | —
PHAROL 0,077 0,39 3,06 75 .
RAMADA 7,100 3,80 0,28 5605 | °
REN 2,640 -1,49 3,73 5575 - 89% 1
SEMAPA 11,240 181 -3,93 ] 86% |
SONAE SGPS 1,012 1,40 0,90 5425 | 83% T ——— —
_ _ _ _ 5375 15/02 17/02 19/02 21/02 23/02 25/02 27/02 01/03 03/03 05/03 07/03 09/03 11/03 13/03 15/03
- - - - 5325 15/02 2‘2/02 05_/03 oé/og 1;5/03 PSI20 CAC40 Eurostoxx50 DAX S&P500 IBEX —— NIKKEI

A informacdo mencionada é meramente indicativa e reflecte o mercado pelas 16h30. As opinibes emitidas ndo podem ser entendidas como conselho ou recomendacao para a pratica de qualquer acto. A
informacdao foi recolhida de fontes consideradas fiaveis, ndo se responsabilizando, no entanto, o CaixaBl por quaisquer incorreccées que as mesmas possam conter. Para mais informacdes, contactar a Sala de
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