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RENDA FIXA
INTERBANK OFFERED RATES 050 EURIBOR vs. USD LIBOR
EURIBOR FIXING 1D (bps) 1M (bps) USD LIBOR LASTPRICE 1D (bps) 1M (bps) GBP LIBOR CHF LIBOR . u &=
M -0,5530 0 0 1M 0,0981 0 -1 0,0526 -0,7944 0,00
3M -0,5410 0 0 3M 0,1541 -1 -3 0,0835 -0,7452 s
6M -0,5150 0 1 6M 0,1901 0 2 0,1063 -0,7018 ' o ® N Lt
12M -0,4820 0 1 12M 0,2644 0 2 0,1674 -0,5910 100
INTEREST RATE SWAPS —aEURBOR = USDLIBOR
EUR LAST 1D (bps) 1M (bps) 1y 3y 5Y BANCO CENTRAL
1y -0,5078 0 2 -0,4245 -0,0620 0,2789 Zona Euro 0,00 CURVA FORWARD
2y -0,4658 0 4 -0,3390 0,0245 0,3573 EUA 0,25 025
3y -0,3949 0 7 -0,2461 0,1100 0,4316 Reino Unido 0,10 NN
Y -0,3114 0 9 -0,1560 0,1908 0,5015 Japdo 0,10 N
5Y -0,2261 0 10 -0,0700 0,2680 0,5643 Canada 0,25 050
7v -0,0600 -1 11 0,0952 0,4090 0,6619 Suica 0,75
10Y 0,1680 -1 11 0,3057 0,5650 0,7631 China 5,75
15Y 0,4270 2 10 0,5265 0,6985 0,8090 Brasil 3,50 075
20Y 0,5410 -3 9 0,6064 0,7140 0,7750 Australia 0,10
30Y 0,5500 -3 8 0,5821 0,6370 0,6645 india 3,50 ———EURIBOR3M  —— EURIBOR 6 —— EURIBOR 12V
UsD LAST 1D (bps) 1M (bps) 1Y 3y 5Y 225 INTEREST RATE SWAPS
1Y 0,1833 0 -3 0,3360 1,4238 2,1756
2y 0,2616 -1 2 0,5894 1,6332 2,2420 e
3y 0,4554 -1 2 0,8593 1,7880 2,3130 125
ay 0,6952 2 -3 1,0910 1,9210 2,3645 075
5v 0,9194 2 -4 1,2960 2,0250 2,4116 025 e "
7v 1,2910 -3 -4 1,5950 2,1520 2,4325 P " - PPV ——
10Y 1,6314 -3 -3 1,8724 2,2831 2,4530 s
15Y 1,9097 -3 2 2,0693 2,3240 2,4420 :
20v 2,0229 -3 2 2,1190 2,3454 2,4040 —e—ER  —e—UsD
30Y 2,0777 -3 -2 2,1533 2,3008 2,3477
COMMODITIES . 1D (bps) 1M (bps) [T SWAP 10y-2y 066
BRENT 67,56 -1,76 4,28 oT 2Y -0,511 0,00 5,40 120 084
JETFUEL 588,25 3,60 60,75 oT5Y 0,172 0,02 8,20 e
DIESEL 568,25 3,60 55,25 oT 10Y 0,593 0,02 30,80 M 058
COBRE 10.410,00 -14,50 1.584,50 BUND10Y  -0,648 0,21 16,40 090 o
ZINCO 2.951,50 -42,00 204,50 SCHATZ2Y  -0,007 0,23 4,60 0 N— 0s2
OURO 1.82512 4,70 82,43 T-NOTE10Y 2,368 2,39 -0,90 50 1 | 048
TRIGO 710,25 _19’50 76,75 T-NOTE 2Y 0'754 _0’93 _1,20 14/04 16/04 18/04 20/04 22/04 24/04 26/04 28/04 30/04 02/05 04/05 06/05 08/05 10/05 12/05
LICENCA C02 54,36 -0,96 1051  GILT 10Y 1,128 1,11 10,30 CUsh B — EURGHS)
CAMBIAL
CAMBIAL FIXING Var.1D Var. 1M FW 3M FW 6M FW 12M EURUSD
EUR/USD 1,2081  -0,31%  1,56% 1,2103 1,2125 1,2175 .
EUR/GBP 0,86063 -0,31%  0,74% 0,8620 0,8635 0,8667
EUR/JPY 132,37 -042%  -1,62% 132,37 132,37 132,37
EUR/CHF 1,0946  0,23%  0,48% 1,0940 1,0934 1,0922 12
EUR/BRL 6,3749  048%  7,19% 6,4400 6,5188 6,7227
EUR/PLN 45257  051%  0,88% 45326 4,5417 4,5651
1,20
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FIXINGS CONTRA USD e EUR
EUR UsD GBP JPY DKK CAD AUD BRL  NOK
EUR - 1,2081  0,8606 132,37 1,0946 10,1614  7,4365 1,4657 1,56236  6,3749 10,1125
usD 0,8282 - 0,712 109,575 0,9065 8,4122 6,1586 1,2131 1,2936 52794 8,3627
ACCIONISTA
TITULO COTACAC 1D% YTD% INDICE LAST Var. 1D YTD% MAX Anual MIN Anual
ALTRI 6,505 -0,61 26,07 Titulo Variagéo % PSI 20 5.112,60  0,19% 437%  5317,89  3.820,68
BCP 0,150 0,54 21,83 EDP R 2,81 CAC40 6.288,20  0,14% 1327%  6.39560  4.194,58
CORT.AMORIM 10,140  -0,73  -12,59 NOVABASE 2,30 ESTX50PR  3.950,90  0,09% 11,21%  4.040,88  2.708,07
cTT 3,910 -1,14 66,38 SONAE SGPS 1,77 XTRADAX  15.186,68 0,24% 10,70% 15.501,84 10.160,89
EDP 4,381 1,60 -15,03 JMARTINS 1,60 S&P 500 4109,07  1,13% 9,40%  4.238,04  2.766,64
EDP R 17,930 2,81 21,36 EDP 1,60 IBEX 35 8.964,90 -0,48% 11,04%  9.149,10  6.329,50
GALP 10,055  -157 14,86 CORT.AMORI  -0,73 NIKKEI 225  27.448,01 -2,49% 0,01%  30.714,52 19.832,88
IBERSOL 5,980 2,61 10,74 crT 1,14
J MARTINS 15,850 1,60 14,69 GALP -1,57 o
MOTAENGIL 1351 295  -0.95 IBERSOL 261 EVOLUGAO MENSAL (BASE 100%)
NAVIGATOR 3,178 0,63 27,22 MOTA ENGIL 2,95
NOVABASE 4,010 2,30 24,92
NOS 3,040 0,66 6,37 PSI20
PHAROL 0,104 019  -16.83
REN 2,320 0,43 -1,90 5175
SEMAPA 11,880  -0,17 32,00 5125
SONAE SGPS 0,784 1,77 5075
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