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RENDA FIXA

INTERBANK OFFERED RATES EURIBOR vs. USD LIBOR
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INTEREST RATE SWAPS TAXA DE REFERENCIA —=—EURBOR  —=— USDUIBOR
EUR LAST 1D (bps) 1M (bps) 1Y 3y 5Y BANCO CENTRAL
1y -0,4185 0 -6 -0,4435 -0,3819 -0,2442 Zona Euro 0,00 CURVA FORWARD
2y -0,4300 0 -4 -0,4358 -0,3478 -0,2034 EUA 0,25 025
3y -0,4295 0 -4 -0,4186 -0,3132 -0,1610 Reino Unido 0,10 N N
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20Y -0,0063 3 -8 0,0102 0,0468 0,0688 Austrélia 0,25
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usD LAST 1D (bps) 1M (bps) 1y 3y 5Y 100 INTEREST RATE SWAPS
1Y 0,2191 0 5 0,1567 0,3056 0,6165
2y 0,1869 0 -4 0,1648 0,3780 0,6850 078
3y 0,1889 1 -4 0,2157 0,4550 0,7357 050
ay 0,2174 -1 -4 0,2750 0,5340 0,7850 025
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COMMODITIES  LAST Var.1D Var.1M | BONDS YIELD 1D (bps) 1M (bps) [N SWAP 10y-2y 025
BRENT 43,15 0,21 1,88 oT 2y -0,450 0,01 090 oo % 020
JETFUEL 339,75  -1500 6,29 oT5Y -0,184 0,02 -12,50
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LICENGA C02 26,32 0,78 0,65  GILT 10Y 0,126 1,34 -11,80 o ——cEP RS
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CAMBIAL FIXING Var.1D Var.IM | FW 3M FW 6M FW 12M EURUSD
EUR/USD 1,1848  0,89%  5,80% 1,1871 1,1897 1,1940 1o
EUR/GBP 090053 0,24%  1,32% 0,9019 0,9033 0,9061
EUR/IPY 124,31 -059%  -2,94% 124,31 124,31 124,31 118
EUR/CHF 1,0775  -0,15%  -1,18% 1,0767 1,0759 1,0745 117
EUR/BRL 6,1486  -0,66%  -0,10% 6,1764 6,2050 6,2750
EUR/PLN 4,4137  -0,05%  0,73% 4,4193 4,4261 4,4414 116
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FIXINGS CONTRA USD e EUR
EUR usD GBP JPY CHF SEK DKK CAD AUD BRL  NOK
EUR - 1,1848  0,9005 124,31 1,0775 10,3411 7,4456 1,5817 1,65065  6,1486 10,7379
usD 0,8454 - 0,7618 105,68 0,9095 8,7386 6,2960 1,3401 1,3946 52128  9,0802
ACCIONISTA
TITULO COTACAC 1D%  YTD % INDICE LAST Var. 1D YTD% MAX Anual MIN Anual
ALTRI 4,218 131 2574 Titulo Variagao % PSI 20 430510 -0,01% -17,43% 545421  3.500,02
BCP 0,099 0,72 51,38 MOTA ENGIL 1,74 CAC40 480512 -0,99% -19,62% 6.111,41  3.632,06
CORT. AMORIM 9,900 1,02 -12,39 RAMADA 1,60 ESTX50 PR 3.188,16  -0,62% -14,87% 3.867,28  2.302,84
cTT 2,275 0,66 28,68 SONAE SGPS 1,36 XTRADAX  12.35853 -0,17% -6,72% 1379524  8.255,65
EDP 4,287 -0.16 13,52 CORT.AMORIl | 1,02 S&P 500 324679  003% 051%  3.39352  2.191,86
EDP R 13,940 0,58 32,76 REN 0,82 IBEX 35 6.912,30  -1,20% -27,61% 10.100,20  5.814,50
GALP 8,918 187 -40.15 SONAE CAP. 0,84 NIKKEI 225  21.710,00 -2,82% -8,23% 24.11595 16.358,19
IBERSOL 5,460 0,00 31,75 NOS -1,16
J MARTINS 14,280 0,67 2,63 ALTRI 1,31 _
MOTA ENGIL 1,172 1,74 3733 NAVIGATOR -1,39 EVOLUGAOC MENSAL (BASE 100%)
NAVIGATOR 2,126 139 -38.35 GALP -1,87 104% A~
NOS 3,762 1,16 21,63 102% -
PHAROL 0,119 0,51 19,08 SI20 100 -
RAMADA 3,180 1,60 -45,55 2550 oot
REN 2,445 0.82 -10.11 1500 o
SEMAPA 7,680 013 -44,02 o
SONAE CAP. 0,473 0,84  -37.18 o 94%
SONAE SGPS 0,597 1,36 -34,40 o2%
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